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n WHOWKATOPbI IONTOBOIO PbIHKA

WHpekchbl 3HaueHue Nam-e Boinyck Mokynka Mpopaxa Nam-e YTM, %
RUB/USD 26.68 -0.0885 v O3 25057 103.80 104.15 0.00 6.25
EUR/USD 1.288 0.0069 N Od3 25058 100.80 100.90 0.04 5.88
MIBOR, % 3.23 0.98 [\ O3 46020 100.92 101.00 0.15 6.94
OCTATKM HA K/C B LB,

MNP, PYE. 316.5 -5.9 v Ml op44-06 109.21 109.50 0.30 6.94
HE®Tb (URALS) 70.88 0.25 ) Moc.o6n.68 107.51 107.72 0.30 7.22
30M10TO 645.7 1.4 " Moc.o6n.58 107.60 107.77 0.05 7.06
EMBI+ 382.98 0.55 [\ HwmxropO6n2 104.02 104.25 0.07 7.23
EMBI+ CNPE[ 192 -1 v FA3MPOM A4 104.20 104.60 0.20 6.94
EMBI+RUSSIA 429.32 0.84 [ HIK UTEPA 101.18 101.40 0.05 8.87
EMBI+RUSSIA CMPE[]Q 105 -3 v nMocCrp-2 100.70 100.79 0.00 10.99
MICEX RCBI 101.06 0.08% L) HOTK-03 06. 101.68 101.94 0.18 9.31
MICEX OBbEMbI, MITH. PYB. BUPXA PMC PEMO poccus 30 109.75 110.25 0.57 5.98
KOPMOPATUBHbIE 894.08 6104.55 6729.45 UST10 101.67 101.73 0.37 4.91
MYHALMNATBHBIE 37722 913.87 2044.21 rA3NPOM 13 117.46  117.96 0.14 6.33
FOCYOAPCTBEHHbIE 1093.36

M BHYTPEHHMM ONFOBOW PLIHOK

» B nATHHUY Ha BHYTPEHHEM [OJIFOBOM pbiHKE OOJblWY0 YacTb [HHSA TOPru
NPOXOAUNU HEaKTUBHO, BAMXKe K Beuepy MOXHO ObLio HabmopaTb POCT TOProBbIX
060pOTOB, UTO 6bINO CBA3AHO C MNO3WTUBHLIMW HOBOCTAMM C BHELIHWX [OMrOBbIX
PbIHKOB.

» [lo utoram gHs 0BOPOT NO HerocynapcTBeHHbIM Bymaram goctur 8,3 mnpa. pyob.
BONbLMHCTBO SIMKBUAHDIX BbINYCKOB 3aKPbLIOCh B MJOCE, MPUYEM AJIMHHbIE BbIMYCKH
nokasanu Gonee 3ameTHbIM pocT. AKTUBHO Toprosanucb Gymarn PXK], Haubonee
CYLLECTBEHHbIM POCT MPOAEMOHCTPUPOBA/ CaMbld OJIMHHbIA W3  OBpallaloLLMXCs
Bbinyckos — PYX[1-07 ¢ norawenvem B Hos6pe 2012 ropa. Mo utoram gHa PXKO-07
Bbipoc Ha 0,7%, AoxomHOCTb K noraweHuio cHuaunacb Ha 15 6.n. go 7,18%
rogoebix. OfMH M3 NMOEPOB aKTUBHOCTM MYyHWUMNaJbHOro cektopa, Mockea-39 ¢
norawexnuem B uioHe 2014 ropa, ebipoc Ha 0,2%, LOXOAHOCTb MO LEHE 3aKPbITUA
cocrtasuna 6,97% roposbix (- 3 6.n.)

» [lo HawWM oOueHKaM KanuTasu3auus KOpNopaTMBHOrO CeKTopa Bbipocna Ha

0,04%, ™ynuuunanbHoro — Ha 0,06%. PocT kanutanusauuu rocygapCTBEHHOro
cektopa coctaeun 0,04%. Mpu stom kanutanusauus 10 Hambonee AMKBUAHDIX
BbINYCKOB KOpropaTHBHOro cekTopa Bblpocna Ha 0,25%, MyHWuMnasbHOro — Ha
0,2%.

» [aTHWuHbIM BYpHbIM POCT POCCHHUCKUX eBpoobnurauui BCnen 3a us-treasuries
0ObaBiseT apryMEHTOB B «KOMWJIKY ONTUMMCTOB» W CTAHET [AOMNOJIHUTE/IbHbIM
cTuMynioM ans pocta. [loxogHocTb K noraweHuio espoobnuraunii «Poccus-30» B
NATHULY cHU3Mnach Ao 6% rogosbix, AOCTUrHYE 4-MecsauHoro mMuHumyma. Euwe oguu
BGnaronpuaTHbIM ans pybaeBoro pbiHKa 3peEKT OT BEPOATHONO COXPaHEHUS YyUETHOM
ctaBkh DOPC Ha Tekywem ypoBHe Ha (OHE MOBbILEHUS KJIOYEBbIX CTaBOK
€BPOMNENCKUMHU LEHTPasIbHbIMKW BaHKaMW — BO3MOXKHOE CHWXKEHWE Kypca fosiapa Ha
FOREX, uto noporpesaeT oxuaaHus ykpersieHus Kypca pybns. Bmecte c Tem, B
6nwxkakiluve napy AHeM okugaHue OdUUMANbHOrO npecc-penusa no  WuToram
3acenanua FOMC Gypet orpaHuuMBaTh aKTMBHOCTb YUYACTHUKOB PbIHKA.
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n BHELIHWE [OJITOBbIE PbIHKA

Crpas Poccne-30 K UST-10, 6., » Us-treasuries. B nathuuy ocHoBHbIM cobbiTeM AHs cTana  nybaukaums

198 MIONIbCKMX [LaHHbIX MO aMepPUKaHCKOMY pbiHKY Tpyga. Konuuectso HoBbix pabounx
122 MEeCT B HECE/IbCKOXO35MCTBEHHOM CEKTOpe 3KOHOMMWKMU B Wiofie yBenuuuaocb Ha 113
129 TbIC. MOC/Ie NEePEeCcMOTPEHHbIX B CTOPOHY noBbiweHus 124 Tbic. B WiOHe, Torga Kak
126 aHaIMTUKK nporHo3upoBanu pocT go 142 toic. Ciopnpru3omM AN pbiHKA CTaNo TakXKe
Eg noebilieHne ypoeHs 6espabotuupl ¢ 4,6% no 4,8%. MNpu 3TOoM nokasatensb,
T OTPaKAOLWMK  UHPAALMOHHOE [aBfieHWe CO CTOPOHbI PblHKA TPYAa, CpenHss
14 nouacosas onnata Tpyga, Bbipoc Ha 0,4% nocne Takoro ke pocTa B uioHe. 3a roj,

11 3TOT nokasatenb Bbipoc Ha 3,8%, uytb Huwke 3,9%, 3adMKCUpPOBaHHbIX B HIOHE.

12? BnaronpustHas (ecnn  ocTtaBuTb 6e3  BHUMaHUS  MHMISLMOHHDBIM  MOKa3aTesb)

102 CTaTUCTUKa CTana «NoJapKoOM» pPbiHKY HakaHyHe 3acefanua OPC. Kotuposku
9 bloyepcoB Ha ctaBky fed funds Banetenu BBepx. BepoAaTHOCTb NOBbILIEHUS YUETHOM
9 CTaBKM B aBrycre ceiuac oueHusaetcs B 24% npotus 41% no nybavKaumu aHHbIX.

AHB-06 peB-06 map-06 anp-06 mai-06 wioH-06 wnon-06 asr-06

) KoTupoBkn us-treasuries HemenneHHo [OBuHynMcb Beepx. C  yTpa KpuBeas
Cnpag kopnopaTuBHbIx obnurauuii k Mockse o
325 NOXOAHOCTeN BbIFNAAWUT chneaylowmm obpasom. 2-neTHue obivrauuu TOprylotca Ha
yposHe 4,92% (-7 6.n.), 5-netHne — Ha ypoeHe 4,84% (-6 6.n.) LoxogHoctu 10-
NeTHUX us-treasuries cHuaunuch o 4,91% (-7 6.n.), caMoro HU3KOro YpOBHS C
215 Hauana anpens, goxogHocti 30-netHux — go 5% (-4 6.n.)

250

300

» Knoueeol patoin 3ToM Hepenu cTaHeT 8 aerycra, 3acepaHve Komuteta no
OTKpbITbIM pbiHKaM. [ybnukauus ctonb 6GnaronpusTHOW AN AONTOBOrO  PbIHKA
200 CTaTUCTUKKU MEPEKJIIoUMIa BHUMAHWE WHBECTOPOB C CaMOro peLUeHWs Mo CTaBKe Ha
ouuManbHbld npecc-penn3. HecMoTps Ha oueBHIHbIE NPU3HAKKU 3aMefJ/IEHUs TEMIOB
pocTa 3koHoMuku CLUA, urHopvpoBatbh pocT MHGAALMOHHbIX NoKasaTtesnen Obi1o Obl
150 HenpaBunbHo. C 3TOW TOUKM 3peHUsA KpaWHe WHTEPECHbIMW NPeLCTaBASIOTCSA
125 KoMMmeHTapun PPC OTHOCHTENIbHO C/IOXMBLUEMCA CUTYaLUK — NepPexon K YMepPeHHbIM
HB.06  hes.06 Map.06 anp.06 Mai06 won06 won06 aern06| TEMMAM POCTA HA (POHE 3AKPEMUBLUMXCS 3aMETHO Bbllle «KOM{OPTHOrO» YPOBHSA W
YPCV 05« Mockea 40 fmepowakMocea3s | pOAOMKAIOWMX POCT MHAISALMOHHBIX NoKasaTesien.

5 » B natHuuy vHaexkc espoobnuraunii emerging markets EMBI+ sbipoc Ha 0,55%,
KopnopaTvBHbIlt cermeHt a cnpag cysunca Ha 2 6.n. go 193 6.n. Unpekc EMBI+ Poccus ysenuuunca Ha
0,84%, cnpag notepan 3 6.n. u coctasun 106 6.n. Espoobnuraummn «Poccus-30»
cerogHs c ytpa Toprytorcs Ha yposHe 109,813 /110,250 npoueHTOB OT HOMHWHana co
cnpagom k UST-10 8 209 6.n. OCHOBHOWM WHAMKATOP PblHKA  €BPOOBJHraLui
emerging markets — «bpasunua-40» Topryetcs Ha ypoBHe 129,063 npoueHTOB OT
HoMuHana co cnpagom k UST-30 B 166 6.n.

P¥QoTosn 51908 070 M HOBOCTM JONTOBOrO PhIHKA

225

175

Jlugepbl 060poTOB
O60poThl, MIH. pyb. N3meHeHne
(Bupxa + PIC) CTOUMOCTH, %
PX0-0506n 794.21 0.10

P>XX0-0606n 755.50 0.35
Cubakagem3 605.00 0.02

pelieHue pasmecTuTb 3 Bbinycka obnvraumit cepun A7, A8 u A9 cymmapHbim
obbemoM 15 mapga. py6. O6beM Kaxkaoro M3 3-ex BbINYCKOB COCTaBWMT 5 mnpa. py®.
Cpok obpalenus obnauraumin cepun A7 coctaeut 3 roga, A8 — 5 net, A9 — 7 ner.

» Tloponckoit unoteuHbit 6aHk. Kak coobuwaer areHtcteo MHtepdakc-ADU»,
lopofckod unoTeuHbit BaHK pasmMecTun B NATHUULY AeBIOTHbIM BbINYCK MNOTEUHbIX
eBpoboHAoB 06umMM obbemom $72,5 MaH., cTaBka No cTaplleMy TpaHLly BbinycKa
obbemomM $64,3 mnH. coctasuna LIBOR+1,65%. Opranusatopom Bbinycka siBasieTcs
Inpepe! pocta/nagexns Moscow Narodny Bank. AreHtctBo Moody's npucBouno crapluiemy TpaHLly Bbinycka
obbemom $64,3 MnH. pelTuHr «Baa2», Ha YypoBHe CTPaHOBOro. JMHWTEHTOM

)
)
)
"

®CK E3C-02 335.56 0.21 Py » Tlasnpom. Ha 3acepanun coseta gupexktopos OAO «lasnpom» 6bL1o NpUHATO
Cun6Tnk-506 247.75 0.08 N
MaruuTt® 01 228.47 0.20 "
HNK 01 186.49 0.00 N
Kamasz-duH2 174.67 0.29 "
)

BuikTopusid 160.00 0.05

PocTt, % Mapenve, % . .
o — eBpoboHpgos Bbictynaetr SPV  CityMortgage MBS Finance B.V. O6ecneuenuem
ABNAIOTCA WNOTEUHble KpeauTbl Ha obwyo cymmy $1,3 Tbic., BblgaHHble Ha MOKYMKY
1.00 BrTnkBT-3 >xunbs B Mockse, MockoBeckoit obnact u CankT-MNetepbypre.
0.85 Hdlenlns lopofckod wnoTeuHbi GaHK cTan 2-biM GaHKOM, BbINYCTMBLUMM €BPOOBAUraumH,
0.70 PXKLL-0706n obecneyeHHble nopTdeneM  WNoTeuHbix  Kpeautos. B wwone 2006 ropa
0.63 HinTeHHB2 CEKDBIOPHUTU3ALMIO NMOPTCENS UNOTEUHbIX KPeAWTOB nposes BHewToprbaHk, uto ctano
MINA-106 1,00 npeuefeHTOM AN POCCUMACKOrO A0/ITOBOrO pbiHKA.
BB/ MM 206 -0.85
Bantmop01 -0.85
Wckntum-01 -0.74
EspoceTb-2 -0.50
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HGKOHOMI/IKA N NONTUTUKA

» B uione 3adpuMKCMpoBaHO YCKOpPEHUE UH(NALMM

s Crpaael EMBI+ 1 EMBI+Pocows, 6.n. - Mo panHbiM Poccrata poct notpebutenbckux ueH B uione coctasun 0,7% no
cpasHeruio ¢ 0,3% B uioHe 1 0,5% B mione npownoro roga. Uionbckas uHbAALMS

130
Z0| HeCcKONbKO MpeBbiCMNA pPbIHOUHblE OXWAaHWs — paHee MWHIKOHOMpa3BUTHe

12 255 | nporHo3vpoBano poct ueH B npegenax 0,5-0,6%. Yckopenue uHnsuMu 6bi10

240 | BbI3BAHO POCTOM LiEH Ha MIOJOOBOLLHYO MNPOAYKUWIO; MOMUMO 3TOMO0 BHOBb
noackounnu ueHbl Ha caxap (+7,9%) v Bo3oGHOBMACA pPOCT UeH Ha 6eH3uH
(+1,1%).

Mo wutoram cemu Mecsuee noTpebuTenbckue LeHbl Bbipocan Ha 6,9% (8,4% 3a
aHaNOMMUHbIM Nepuog NPOLUIOrO rofa), a rofOBOW MoKasatenb WHMAALUW COCTaBMA
95 180 [ 9,5%,

% | 165 | Mo mtoram roga M3PT nporHoaupyeT pocT ueH B npegenax 8-9%. Haw roposoi
a5 ‘ 150 | MPOrHO3 UHNAUMKU coxpaHsieTca Ha ypoeHe 10,0%.

aHB.06  ¢es.06 map.06 anp.06 maii.06 wioH.06 won.06 asr.06 » LI,eHTpO6aHK BHOBb MOBbICU/1 CTABKKU NO AENO3UTaM

Russia EMBlSpread EMBISpread (uana crpasa) B nathuuy LlenTpobaHk o6bsBUA O MOBbILEHWH AENO3MTHBIX CTaBoK Ha 50 GasucHbIX
nyHktoB. CTaBku no genosutam Ha 1 geHb yctaHoBneHbl Ha ypoBHe 2% rofosbix, No
Crasiw LIBOR (USD), % HepenbHbiM geno3utam — 2,5%.

Mo cnosam npepctasutenen LleHTpobaHka 3TOT wWwar NPOOUKTOBAaH CUTyaLMen Ha
MHPOBbIX PbiHKax (MOBbilEHWE CTaBOK MWPOBbIMU LleHTpobaHKamu) M He cBA3aH C
UH(PNALUMOHHBIMKU  pakTopamu. MOMUMO 3TOro, NOBbILEHWE CTABOK MO Aeno3uTam
npecnenyert uenbto cOAM3NTb KPEAUTHbIE U OENO3UTHbIE CTaBKH, UTO B CBOIO Ouepenb
nossonut LleHTpobaHKky ccopmupoBaTb efguHoe npeactasneHne o6  ypoBHe
MPOLUEHTHbIX CTABOK HA PbIHKE W MNEPenTH K YNpaBJeHWIO JIMKBUAHOCTbIO NYTEM
U3MEHEHHS NPOLEHTHbIX CTaBOK.

Mbi nonaraem, uto AaHHbiM war LB He npuBem€T K CylieCTBEHHOMY COKpPALLEHHIo
LEeHEeXXHON NIMKBUOHOCTU U HE OKaXKeT 3aMeTHOrO BJIMSIHWUS HA (PMHAHCOBbLIE PbIHKH.
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aHB-06 cheB-06 map-06 anp-06 mait-06 wioH-06 wion-06 aBr-06
LIBOR 12 Month LIBOR 3 Month

M KPEOWTHBIE PEATUHI

Crpsn py6essIx oBnUraLIit K e3pooGAMraLIMAM, 6.1, » BTB. Arentcteo Fitch nosbicuno peltuHr espoobnuraumit BrewToprbarka
knacca «A», obecneyeHHbIX NMOPTGESEM MMNOTEUHbIX KPEAHUTOB, fO «A-» ¢ «BBB+»,
uto Ha 1 cTyneHb Bblle cTpaHoBoro peltuHra. O6nurauuM, HOMUHUPOBaHHblE B
nonnapax CLUA, 6biam BbinywieHbl yepes Russian Mortgage Backed Securities 2006-
1 S.A. u obecnedyeHbl nNOpTgENeM WNOTEUHbIX KPEAMTOB Ha HEABUXXMMOCTb B
npenenax P®.
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% o
oo «|[f]l KANEHOAPb COBBITUIM HA BONFOBOM PLIHKE
288 CErofHs
286
284 8 asr 06 OuepepnHoe 3acenanue komuccum FOMC. PaccmoTpenre Bonpoca 06 M3MEHEHUN YHETHOMN CTaBKM
10 asr 06
%2 OuepepHoe 3acenanue batka AnoHun. PaccmoTpeHne Bonpoca 06 M3MEeHeHNM y4eTHOI CTaBky
28.0 11 aBr 06
278 31 aer 06 OuepepHoe 3acenanue ELIB. PaccmoTpeHne Bonpoca 06 13MeHeHUM YYETHOM CTaBKM.
276
27.4
B KANEHOAPH MEPBUYHOTO PhIHKA
. [Jata OMUTEHT, cepus Bbinycka O6bem, MiH Cpox
268 » cep y " oBpatenus
266
aHB.06 bes.06 Map.06 anp.06 Maii.0B6 WioH.06 won.06 aer.0B CErofHA
Aonnapipyon. copolpyBne (uxana crpasa) 17 asr 06 CAH WHTepbpto GuHaHc, 02 4000 3ropa
J:lVIHaMI/IKa BarntOTHbIX PbIHKOB
121.0 1.16
120.0 117
119.0 1.18
180 1.19
: 1.20
| i CTATUCTVKA CLUA
116.0
1150 12 fara Mokasaters Mocn. Oxugaemoe [pownoe  daktndyeckoe
140 124 nepuog, 3HayeHMe  3HaueHue 3HaueHne
113.0 - uion POrHO3Has oLeHka -advance KB. .00% .60% .50%
125 28 06 n BBI (GDP-ad ) 2 k.06 3.00% 5.60% 2.50%
1.26
112.0 i
127 | 98 on 06 WHpexc cToumocTn pabouyet cunbl (Employment Cost 1on.06 0.80% 0.60% 0.90%
1.0 1.28 Index)
0.0
];9 . 121 1amr06  Vgexc notpeSimenscx pacxonos (PCE core) WoHO0B  0.20% 0.20% 0.20%
-;ms-os eB-06 Map-06 anp-06 Maii-06 wioH-06 nion-06 asr-06 - 1 aer 06 MHpeke [enosoit aktusHocT (Manufacturing ISM) nion.06 53.9 53.8 54.8
Tese USPIEUR (txana onpzea) VHpeke [enosoit aktueHocTu B cchepe yenyr (ISM non
3 aer 06 AKE FeT peyeny won06  57.00 57.00 545
manufacturing)
Hedtb _
79.0 4 asr 06 CraTncTuka pbiHka TpyAa - Y1cno HoBbix pabounx mect 1on.06 142 000 124 000 113 000
77.0 (Non-farm payrolls)
750 CraTucTuka pbiHka Tpyaa - YpoBeHb 6e3pabotuLpl
730 4 aBr 06 nion.06 4.60% 4.60% 4.80%
71.0 (Unemployment)
69.0 CErofHA
Zg 8 agr 06 CroumocTs paoueit cunsi (Unit Labor Costs) 2 k8.06 3.50% 1.60%
63:0 8 agr 06 lpounssoauTensHOCTL paboyert cunbl 2 «.06 1.80% 3.70%
61.0 10 aBr 06 Toprosbliit 6anaHc (canbgo, MpA. 4onn. ) nioH.06 -64.00 -63.80
:3'2 10 aBr 06 Canbpgo degnepanbHoro 6lomxeTa, Mnpg. 4onn. nion.06
55.0 11 aBr 06 /IMnopTHbIE LiEHbI non.06 0.90% 0.10%
53.0 11 aBr 06 OKCNIOPTHbIE LiEHI wion.06 0.30% 0.80%
1.0
° AHB-06 beB-06 Map-06 anp-06 Mai-06 WioH-06 won-06 asr-06 11 aer 06 PosHnuHble nponaxm (Retail sales), m-t-m mion.06 0.60% -0.10%
BRENT URALS 11 aer 06 Retail sales, uckntovas asTomobunu, m-t-m nion.06 0.40% 0.30%
3ornoto
750
700
650
600
550
500
450
aHB-06 (peB-06 map-06 anp-06 mait-06 uoH-06 wuon-06 aer-06
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KPUBBIE 0OXOOHOCTEH

8.50

Kpueasi doxodHocmu cybghedepanbHbiX u MyHUUUnNanabHbIX obnuzayul

B3 T T T
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g
g | Tomck, 01 | Bonforpag.o6n. 02 | ! ! !
8.25 é’[ | ° Kuposckas 061, 01 ® | SApocnasckas o6n, 06 | | |
| | [ ] ol o 03 | | [ ] @ Benropoa.o6n, 05 | |
KyT.00N.
| Vipkyt.06n, 04| @ pKyT. | | | I Sy, 35001 | ® fown 08
! | Bonrorpan.o6n., 01 @ | | | | ° | 3
8.00 Hydawm 03 | | Ap.obn., 05 | | | |
| i Teepckas 061, 03 @ | | | |
e | Yamyptvs, 01 @ Boporex.o6n. 02 | | |
| WpkyT.061., 01 Ypa, 04 { | | | | NeHuH.o6n., 03
| ' %alie go“mfpaﬂv 01 @ Hosocu6 o6n. 03 | | |
7.75 | | | | | | . |
| KpacHogap.kp. 01 @ XaGaposckuii kpaii, 06 ! ! Komu, 07 !
: ! Kangk.oﬁn., 01 : : NeHuH.06n., 02 : : :
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PbIHOK PYBJIEBbIX OBNUTALIUIA 7 asrycrta 2006 r.

AMUTEHTbI OBBbEMbI MOrALUEHUE/ BbIKYI LUEHA U3MEHEHUE,% [4OXO4HOCTb,% MLIOPALUSA
M?_I(:Oz% M?_I(:.bs;g KynoH,%  TloraweHve Odpepra MHL‘::'::T' Mokynka [Mpopaxa AeHb Henens mecsy HKO Tekywas Knoraw. Kodepre [wop. net. Moga. giop
Ymoau mopaoe 2ocydapcmeeHHbIMU 0bnu2ayusamu
ObP 02 0.0 - - 23.06.2009 15.09.2006: 99.76 0.00 99.76 { 0.00 0.03 { 0.78 - - 0.08 2.1 0.12 0.11
OBP 03 70.1 - - 22.09.2009 15.12.2006: 98.44 98.26 98.44: 0.00 -0.04 : 0.53 - - 0.50 4.41 0.36 0.35
O®3 25057 40.6 40817: 7.40 20.01.2010 - 104.00 103.80 104.15: 0.00 0.00 { -0.08 1.82 7.12 { 6.25 - 3.09 2.9
0?3 25058 3.4 40655 ; 6.30 30.04.2008 - 100.88 100.80 100.90: 0.04 0.05 : 0.32 0.35 6.25 ; 5.89 - 1.66 1.57
0?3 25059 143.1 8985 { 6.10 19.01.2011 - 99.19 99.05 99.30: 0.04 019 : 0.25 150 6.15 ; 6.46 - 3.93 3.69
O®3 25060 161.9 14898 5.80 29.04.2009 - 99.20 9913 99.23: 0.05 0.10 i 0.29 0.32 585 6.26 - 2.55 2.40
0?3 26198 0.0 42117 ; 6.00 02.11.2012 - 96.65 96.40 96.90: 0.00 0.05 : -0.10 44.88 6.21 ;| 6.67 - 5.15 4.82
0®3 27019 5.2 8800 :10.00 18.07.2007 - 104.10 103.95 104.10: 0.00 -0.38: -0.27 4.38 9.61 { 5.60 - 0.93 0.88
0®3 27020 0.0 8800 ;10.00 08.08.2007 - 104.30 104.30 0.00 : 0.00 0.09 : 0.09 4849 959 { 564 - 0.94 0.89
00327025 5.1 25806 7.00 13.06.2007 - 100.91 100.80 100.91: -0.06 -0.08 { 0.35 9.78 6.94 { 544 - 0.83 0.79
0®3 27026 0.0 16000 ; 7.50 11.03.2009 - 101.55 101.40 101.70: 0.00 0.25 : 0.20 10.48 7.39 : 6.20 - 2.38 2.24
0?3 45001 0.0 18904 : 10.00 15.11.2006 - 101.50 0.00 0.00 :{ 0.00 -0.27: -0.26 5.41 9.85 i 4.69 - 0.28 0.26
O®3 46001 53 60000 10.00 10.09.2008 - 105.56 105.40 105.56: 0.05 -0.06 ; -0.14 13.97 9.47 { 5.80 - 1.27 1.20
O®3 46002 38.4 62000:10.00 08.08.2012 - 109.62 109.56 109.63: -0.04 0.09 : 0.11 46.58 9.12 | 6.54 - 4.18 3.93
O®3 46003 134.0 37298 {10.00 14.07.2010 - 111.70 111.55 111.70{ 0.00 0.13 { 0.26 4.38 8.95 { 6.27 - 3.01 2.84
O®3 46005 0.0 27477 ¢ 0.00 09.01.2019 - 4435 0.00 0.00 { 0.00 0.85: 160 0.00 0.00; 7.21 - 11.67 10.89
O®3 46014 54.1 58290:10.00 29.08.2018 - 108.87 108.81 108.99: 0.02 0.12 { 0.05 3890 9.19 { 6.66 - 5.48 5.13
O®3 46017 14.9 49967 ; 9.00 03.08.2016 - 105.95 105.95 106.09: 0.00 0.06 : 0.00 19.48 8.49 { 6.70 - 6.72 6.30
O®3 46018 266.7 40936% 9.50 24.11.2021 - 110.67 110.62 110.69i 0.11 0.36 { 0.30 13.27 8.58 : 6.75 - 8.66 8.11
0®3 46020 150.4 7913 { 6.95 06.02.2036 - 101.00 100.92 101.00; 0.15 0.21 i 0.55 32.37 6.88 | 6.94 - 12.53  11.72
Bcezo 676.2 520814

Wemoynuku: REUTERS, pacuemsi baHka Mockebi

© BAHK MOCKBbI
AHanuTuyeckui otaen WWW.MMBANK.RU

+7 (495) 105-8000, BH. 4233 18-

OB30P AONIOBbIX PbIHKOB




PbIHOK PYBJIEBbIX OBNUTALIUIA 7 asrycrta 2006 r.

OMUTEHTbI OB BbEMbI MOrALUEHUNE/ BbIKYT1 LUEHA HW3MEHEHUWE,% [JOXOL4HOCTb,% [OIOPALNA

O6opoT O6bem,

WHaukaT.

MH. py6.  MH. py6. KynoH,%  MMorawexve Odepra LeHa Mokynka [Mpogaxa  AeHb Hepena mecsy HKO Tekywas Knoraw. Kodepre [wop.net. Moa. aop
Umoeau mopeoe MyHuuunaJibHbIMU oGnueauunMu
Boneoepao, 01 0.00 400 : 9.70 17.07.2008 - 103.27 0.00 103.30: 0.00 0.10 123 : 3.99 939 7.86 - 1.80 1.67
Kasatb, 02 0.00 1000 {10.00 11.04.2007 - 101.66 101.55 101.77: 0.00 0.10 0.11 i 6.03 9.84 7.71 - 0.67 0.62
KpacHosipck, 02 0.00 630 :12.50 27.10.2006 - 101.33 101.16 101.50: 0.00 -0.25 -0.74: 2.74 1234 6.61 - 0.23 0.22
KpacHosipck, 05 1.08 1000  6.19 18.10.2008 - 100.47 100.40 100.47: 0.12 0.09 0.15 { 18.32 6.16 7.74 - 2.03 1.89
Hoeocubupck, 02 8.64 1500 {12.00 07.12.2006 - 101.79 101.67 101.79: 1.79 0.12 -0.22: 1940 11.79 6.82 - 0.34 0.31
Hosocubupck, 03 2.75 1000 :13.00 14.07.2009 - 113.00 113.00 114.99: 0.04 0.04 049 : 855 1150 7.47 - 2.55 2.37
Tomck, 01 0.00 300 ({12.00 22.11.2007 - 102.90 0.00 0.00 { 0.00 -0.29 -0.46: 16.34 11.66 8.22 - 0.72 0.67
Yepa, 04 0.00 500 §10.03 03.06.2008 - 103.92 0.00 104.10: 0.00 0.19 0.29 : 16.21 9.65 7.83 - 1.70 1.57
Wmoau mopzoe cybgedepasbLHbLIMU 06u2ayusimMu
bawkopmocmat, 04 0.00 500 : 8.02 13.09.2007 - 101.10 0.00 0.00 : 0.00 0.15 -0.39:30.98 793 7.08 - 1.05 0.98
Benezopodckas o6n., 04 0.00 320 {14.00 29.04.2008 - 108.26  0.00 0.00 { 0.00 0.06 -2.03:37.21 1293 8.66 - 1.56 1.43
benzopodckas obn, 31001 0.00 2000 ; 8.38 10.11.2010 - 101.65 101.40 101.90: 0.00 0.00 0.00 : 18.14 8.24 8.16 - 3.58 3.31
Bonzoepadckasi 0611., 01 10.32 600 :11.99 11.06.2009 - 105.78 105.35 105.85: 0.03 -0.14 -0.52: 16.42 11.33 8.04 - 1.73 1.60
Bonzoepadckas 06n1. 35001:  0.00 700 :12.00 17.06.2010 - 106.55 106.40 106.69: 0.00 0.09 -0.08: 14.14 1126 8.22 - 211 1.95
Bopotexckas o6n. 01 5.79 600 :13.00 15.12.2007 - 107.50 107.00 0.00 : -0.73 -0.20 -0.28 : 18.16 12.09 7.37 - 1.26 1.17
Boponesxckasi 061 02 0.78 500 :13.00 18.06.2009 - 111.51 111.51 115.00: 0.22 0.44 -1.06: 1745 11.66 7.92 - 2.49 2.30
Upkymckas obr., 01 0.00 700 {10.50 22.07.2007 - 102.35 102.30 102.40: 0.00 -0.02 1.01 151 10.26 7.81 - 0.94 0.87
Upkymckasi o61., 02 3.01 750 :10.00 07.09.2006 - 100.28 100.19 100.35: 0.12 -0.32 -0.22: 9.70 9.97 6.86 - 0.09 0.09
Upkymckas o6n. 31001 0.00 1500 {10.00 17.12.2009 - 102.20 102.20 102.60f -0.20 0.10 -0.15: 10.37 9.78 8.13 - 1.72 1.59
Ypkymckasi 0611, 31002 0.00 900 | 8.50 23.10.2008 - 100.01 99.86 100.15: 0.00 -0.15 -0.20:23.29 8.50 8.12 - 1.15 1.06
Kanyxckas o6n., 01 0.00 300 {10.00 24.12.2007 - 102.30 101.30 103.30: 0.00 0.00 048 :11.23 9.78 7.64 - 1.32 1.23
Kuposckas 065, 01 0.00 400 i 8.39 22.12.2008 - 100.58 100.31 100.85: 0.00 0.00 -0.25: 9.88 8.34 8.18 - 1.31 1.21
Komu, 05 7.56 500 §14.00 24.12.2007 - 108.44 108.25 108.45: 0.22 -0.48 -0.09: 1573 1291 7.04 - 1.28 1.19
Komu, 06 0.06 700 {14.00 14.10.2010 - 117.00 116.25 118.50: -0.85 -0.86 -0.86 : 42.96 11.97 7.54 - 3.32 3.08
Komu, 07 7.12 1000 {12.00 22.11.2013 - 108.50 104.85 108.50: 0.14 -1.73 -1.31:24.00 11.06 7.72 - 5.08 4.71
Komu, 08 1.95 1000 : 9.00 03.12.2015 - 97.50 97.50 98.50: 0.00 -2.01 0.21 :37.23 9.23 8.06 - 6.12 5.67
Kocmpomckasi 0611., 04 1.44 800 :12.00 11.03.2008 - 106.75 105.75 106.75: 0.14 -2.00 -0.57 : 17.10 11.24 7.08 - 1.47 1.37
KpacHosipckud kpad, 02 2.38 1500 {10.95 26.10.2006 - 101.00 100.81 101.00: 0.12 -0.38 -0.30: 2.70 10.84 6.47 - 0.23 0.21
Kpactosipckud kp, 34003 0.00 3000 { 7.00 01.10.2008 - 99.40 9940 99.70: -0.05 0.08 0.13 {2321 7.04 7.22 - 1.55 1.45
KpacHodapcku kpad, 01 0.00 1000 :10.00 15.05.2007 - 101.85 101.75 101.95: 0.00 -0.05 -0.15:21.92 9.82 7.62 - 0.75 0.70
Tlerunepadckas o611., 02 0.08 800 {14.01 08.12.2010 - 12410 124.10 125.20f -0.85 -0.02 0.61 { 19.19 11.29 7.56 - 3.46 3.21
Jlenunepadckasi 06s1. 03 12.80 1300 ;13.50 05.12.2014 - 128.00 128.00 131.80: -0.58 0.00 -3.73: 18.12 10.55 7.79 - 5.69 5.28
Mockosckasi 0611., 03 0.61 1000 :11.00 19.08.2007 - 104.60 0.00 104.77: -0.11 -0.23 0.14 : 50.03 10.52 6.46 - 0.97 0.91
Mockoeckasi 0611, 05 39.78 12000 10.00 30.03.2010 - 107.60 107.60 107.77: 0.05 0.32 0.37 : 25.07 9.29 7.06 - 2.45 2.29
Mockosckasi 0611., 04 7.75 9600 ;11.00 21.04.2009 - 110.65 110.60 110.85: -0.04 0.32 -0.45: 3.01 9.94 6.85 - 2.40 224
Mockosckasi 0611., 25006 48.59 12000 9.00 19.04.2011 - 107.51 107.51 107.72 0.28 0.47 0.66 { 2490 8.37 7.22 - 3.89 3.62
Huxezopodckas 0bn. 01 6.35 1000 {11.80 01.11.2006 - 101.15 100.00 0.00 { 0.15 -0.25 -049: 0.65 11.67 7.00 - 0.24 0.23
Huxezopodckasi o6n. 02 5.50 2500 10.24 02.11.2008 - 104.25 104.02 104.25: 0.07 0.05 -0.14:26.09 9.82 7.23 - 1.43 1.34
Hosocubupckas 0611. 02 1.06 2000 {13.30 29.11.2007 - 108.00 107.80 108.80: 0.00 -0.42 -0.51:23.32 1231 7.09 - 1.21 1.13
Hoeocubupckasi 0611 03 15.84 2500 { 9.00 15.12.2009 - 101.60 101.55 101.69: 0.00 -0.34 0.55 : 11.10 8.86 7.82 - 2.24 2.08
Camapckas 0611., 02 4.92 2000 § 6.82 09.09.2010 - 98.40 9825 9850: 041 -046 031 : 934 693 747 - 3.57 3.33
Teepckasi 06n., 02 0.91 1000 {16.90 23.11.2006 - 102.91 102.91 103.10: 0.29 145 1.16 : 32.87 16.42 7.31 - 0.29 0.27
Teepckasi o6n., 03 0.00 800 : 7.95 30.11.2008 - 100.45 100.30 100.59: 0.00 0.10 0.10 : 13.94 791 7.96 - 212 1.96
Tomckas 0671., 03 1.77 600 :11.00 13.10.2007 - 103.75 103.50 103.75: 0.00 0.12 -0.19: 34.05 10.60 6.93 - 1.12 1.05
Tomckasi 0651, 34026 0.00 900 { 9.00 09.11.2009 - 100.18 100.10 100.25: 0.00 0.06 0.10 : 21.45 8.98 7.48 - 2.48 2.31
Yomypmckas pecn, 01 0.00 1000 : 8.20 27.12.2008 - 100.85 100.65 101.05: 0.00 -0.05 0.16 : 854 8.13 7.95 - 2.21 2.05
Xabaposckuu kpad, 02 0.00 700 :10.00 05.10.2006 - 100.54 100.43 100.65: 0.00 -0.06 -045: 822 995 6.73 - 0.17 0.16
Xabaposckud kpad, 06 6.55 1000 i 9.00 24.11.2009 - 100.60 100.40 100.60: 0.00 0.05 -0.05:17.75 895 7.70 - 2.18 2.02
XMAO, 02 0.00 5000 : 12.00 27.05.2008 - 109.55 101.00 0.00 : 0.00 0.00 0.05:2236 10.95 6.43 - 1.66 1.56
Yyeawus, 03 0.00 500 : 9.50 13.04.2007 - 101.20 101.00 0.00 : 0.00 0.01 -048: 599 939 7.92 - 0.67 0.62
Yyeauwus, 04 0.23 750 $12.33 27.03.2009 - 112.52 110.40 112.70: 0.22 0.68 0.44 : 43.58 1096 7.18 - 2.27 2.12
Skymus, 03 0.23 800 :12.00 17.06.2008 - 108.85 106.55 108.85: -0.14 0.00 0.22 : 14.79 11.02 7.10 - 1.69 1.58
Skymus, 05 0.00 2000 §{ 9.00 21.04.2007 - 101.40 100.80 102.00{ 0.00 -0.30 -0.09: 3.70 8.88 6.42 - 0.70 0.65
SAkymus, 06 6.94 2000 {10.00 13.05.2010 - 107.80 107.40 107.80: 0.09 0.01 -0.28:21.37 9.28 7.42 - 272 2.53
Slkymus, 35001 4.53 2500 ; 7.95 11.04.2013 - 100.65 100.40 100.80: 0.05 0.10 0.20 : 3.27 790 8.04 - 4.61 4.27
AHAO, 01 0.00 1800 {11.00 03.08.2008 - 105.73 0.00 0.00 { 0.00 0.00 0.65:54.25 1040 7.00 - 1.77 1.66
Slpocnasckasi 06r1., 02 0.24 1000 {12.78 03.07.2007 - 105.30 104.90 105.30: 0.00 -0.38 -0.42:10.85 12.14 6.91 - 0.87 0.81
Slpocnasckas 0611., 03 0.00 1000 :12.00 17.11.2006 - 101.50 101.25 101.75: 0.00 -0.44 -0.34:17.95 11.82 6.52 - 0.29 0.27
Slpocnasckasi 06n., 04 0.00 1000 {11.00 26.05.2009 - 107.51 107.01 108.00{ 0.00 0.00 0.66 :21.40 10.23 7.43 - 2.47 2.30
Slpocnasckas 06r1., 05 0.00 500 ;i 8.25 30.12.2008 - 99.83 99.65 100.00: 0.00 0.00 -0.08: 814 826 7.97 - 2.22 2.06
Slpocnasckas 06n, 06 0.99 1000 : 8.35 19.04.2011 - 98.70 9855 98.85: 0.00 0.15 041 :23.11 846 8.18 - 3.08 2.85
Mockea 37 0.50 3900  10.00 23.09.2006 - 100.66 100.01 103.01: -0.34 0.00 0.00 : 11.51 9.93 5.09 - 0.14 0.13
Mockea 27 0.00 4000 :15.00 20.12.2006 - 104.00 100.00 0.00 : 0.00 0.00 -0.67:18.49 1442 433 - 0.37 0.35
Mockea 42 0.00 3000 § 10.00 13.08.2007 - 105.20 0.00 0.00 { 0.00 0.00 0.00:2274 951 4385 - 0.97 0.92
Mocksa 31 0.00 5000 : 10.00 20.05.2007 - 103.20 0.00 103.20: 0.00 0.15 -1.62:20.82 9.69 5.96 - 0.76 0.71
Mockea 40 0.53 4000 :10.00 26.10.2007 - 105.15 100.00 0.00 : 0.14 0.00 -1.36: 11.78 9.51 5.39 - 1.08 1.02
Mockea 43 0.00 5000 { 10.00 17.05.2008 - 108.12 0.00 109.00{ 0.00 0.00 -0.37:21.64 925 531 - 1.63 1.55
Mockea 29 0.00 5000 { 10.00 05.06.2008 - 106.84 0.00 107.15: 0.00 0.00 -1.00: 16.44 9.36 6.10 - 1.71 1.61
Mockea 36 0.00 4000 {10.00 16.12.2008 - 108.35 108.00 0.00 : 0.00 0.14 0.05 : 1342 923 6.25 - 2.15 2.03
Mockea 47 0.00 5000 { 10.00 28.04.2009 - 108.00 108.00 108.30: -0.14 0.00 1.06 : 1.92 926 6.43 - 2.44 2.29
Mockea 41 0.00 5000 { 10.00 30.07.2010 - 108.98 108.45 109.50: 0.00 0.00 2.65: 137 9.18 6.58 - 3.43 3.22
Mocksa 38 0.00 5000 { 10.00 26.12.2010 - 112.50 112,50 113.40: -0.04 -0.09 -0.04: 10.68 8.89 6.78 - 3.68 3.45
Mockea 39 57.49 5000 {10.00 21.07.2014 - 109.36 109.36 109.50: 0.18 0.83 0.16 : 3.84 9.14 6.97 - 5.92 5.53
Mockea 44 71.79 20000 { 10.00 24.06.2015 - 109.40 109.21 109.50f 0.27 0.34 0.32 { 11.23 9.14 6.94 - 6.37 5.96
Bceeo 264.60 145720
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OVMUTEHTbI OBBbEMbI IMOrALUEHUNE/ BbIKYI LUEHA U3MEHEHMUE,% [OXOQHOCTb,% [AIOPALNA

O6opoT, Obbem, WHaukar.

M. Y6, MIPA, PYG. KynoH,%  Moraluenune Odpepra Leva Mokynka Mpopaxa AeHb Hepensa Mecs, HKO Tekywasi Krnoraw. Kodepre [iop. net. Moa. aop
Hegpmb u 2a3
TASITPOM A3 2.02 10000 8.11 18.01.2007 - 101.13 100.10 0.00 : -0.07 0.15 0.00 : 289 8.02 5.56 - 046 043
rA3MPOM A4 28.47 5000 i 8.22 10.02.2010 - 104.30 104.20 104.60; 0.19 0.14 057 3828 7.88 6.94 - 3.03 283
FA3MPOM A5 0.00 5000 § 7.58 09.10.2007 - 101,79 000 0.00 : 0.00 0.50 059 2388 7.45 6.07 - 113 1.06
FA3MPOM A6 0.00 5000 } 7.22 06.08.2009 - 100.50 0.00 0.00 { 0.00 0.38 0.51 3481 7.18 7.16 - 267 249
fyxodn 02 3221 6000 i 7.15 17.11.2009 39406.00 { 101.25 101.17 101.50; 0.15 0.17 0.06 i 14.30 7.06 - 6.22 1 125 117
HIK UTEPA 311 2000 { 9.75 07.12.2007 - 101.30 101.18 101.40 0.05 -0.05 -0.15: 1549 962 8.87 - 127 117
HOBATOK, 01 3.93 1000 i 9.40 30.11.2006 - 100.96 100.96 0.00 : 0.06 -0.10 0.00 : 1648 9.31 6.27 - 032  0.30
Mocobneas, 01 468 1000 {10.75 21.12.2008 - 102.00 102.00 0.00 ; 0.05 -0.59 0.39 1266 10.54 9.44 - 137 126
PyccHegpms, 01 11.68 7000 { 9.25 10.12.2010 39794.00 i 100.70 100.56 100.70: 0.14 0.08 0.13 { 1242 9.19 - 910 i 215  1.97
YomypmHrl, 01 0.24 1500 : 9.50 01.09.2008 01.12.2006; 100.10 100.10 100.19i 0.00 0.05 0.15 i 16.66 _ 9.49 - 949 i 0.32  0.29
Xumusi u Hepmexumusi
AL|BK-MrHeecm, 02 0.00 500 :11.80 20.05.2008 21.11.2006: 100.40 0.00 0.00 ;: 0.00 0.00 -0.20 i 23.60 11.75 - 10.81: 029 0.26
pynna Humon, 01 0.05 1000 ;12.00 16.12.2008 19.12.2006; 100.60 100.60 100.90; -0.15 0.05 -0.15: 1479 11.93 - 1019 0.38  0.34
Lopozobyx, 01 4.78 900 § 9.90 11.06.2008 13.12.2006; 100.55 0.00 100.75; -0.20 -0.17 -0.40 i 13.83 9.85 - 8211 0.36 0.33
Kyubbiwesasom-uneecm, 02 590 2000 i 8.80 04.03.2011 - 100.00 99.80 100.00i 0.05 0.25 0.15 ;3544 880 8.99 - 374 343
MaputickutHr13, 01 1.51 800 :12.40 16.12.2008 19.06.2007: 100.60 100.60 100.99} -0.44 0.07 0.37 { 1529 12.33 - 1196 085 0.75
HUKOCXUM, 01 5.46 750 {14.00 14.12.2006 - 101.10 101.01 101.15; 0.00 -0.29 0.00 i 19.18 13.85 10.64 - 0.36 0.33
HKHX, 04 0.00 1500  9.99 26.03.2012 02.04.2009: 103.85 103.75 0.00  0.00 -0.48 : 33.66 9.62 - 848 i 234 215
HKHX, 03 0.00 2000 ; 8.00 01.09.2007 - 100.00 000 0.00 ; 0.00 0.00 0.00 1052 800 823 - 056 0.51
ApHecm®uranc, 01 0.00 600 :10.30 29.04.2009 25.04.2007: 100.00 0.00 0.00 { 0.00 0.00 -0.20: 2822 10.30 - 1052 0.70  0.63
MNT-Nneecmmermc 01 0.00 1000 } 12.00 28.09.2006 - 101.00 000 0.00 ; 0.00 0.00 0.0 ;4175 11.88 5.10 - 015 0.14
CAHOC 02 523 3000 10.00 10.11.2009 13.11.2007: 104.65 104.50 104.70i 0.10 0.72 0.63 { 21.92 956 8.51 - 282 260
YXK, 01 0.00 500 :10.00 21.01.2011 26.01.2007; 100.64 0.00 _ 0.00 i 0.00 0.00 0.00 : 1.92 9.94 - 8.90 i 047 043
JdnekmpoaHepeemuka
bawkupaHepeo, 02 0.00 500 § 9.50 22.02.2007 - 101.02 0.00 101.30; 0.00 -0.14 0.00 i 4216 9.40 7.72 - 0.53  0.49
Tlersrepeo, 01 0.50 3000 ;10.25 19.04.2007 - 100.80 100.77 100.85; 0.04 0.05 -0.99: 29.77 10.17 9.22 - 0.68  0.63
Maznesum, 01 0.00 1500 ; 9.85 18.12.2008 21.12.2006; 101.23 101.05 101.40} 0.00 -0.25 -0.11:{ 11.60 9.73 - 6.48 { 0.38 0.36
Mocarepeo, 02 6.42 5000 ; 7.65 18.02.2016 23.02.2012; 98.80 98.75 98.90: 0.30 0.00 0.17 { 3249 7.74 - 8.08 i 448 4.14
Ceepdrnoearepzo, 01 0.00 500 §11.50 01.03.2007 - 100.70 0.00 0.00 { 0.00 -0.20 -0.20: 48.84 1142 10.44 1044: 055 0.49
Tamanepeo, 01 0.00 1500 ; 9.65 13.03.2008 - 102.20 102.10 102.30; 0.00 -0.74 0.15 ; 37.28 9.44 8.32 - 148  1.36
®CK ESC 03 2549 7000 : 7.10 12.12.2008 - 99.98 99.75 100.00{ 0.35 0.15 0.17 { 953 7.10 7.23 - 219 205
®CK E3C, 01 1.03 5000 i 8.80 18.12.2007 - 103.20 0.00 103.20; 0.10 0.19 029 ; 10.85 853 6.42 - 1.31 1.23
®CK ESC, 02 4223 7000 i 8.25 22.06.2010 - 103.10 102.95 103.20; 020 0.19 0.17 i 859 8.00 7.45 - 338 3.15
SlkymckaHepeo, 01 0.00 400 :14.00 31.08.2006 - 100.42 0.00 102.00i 0.00 0.00 -0.54 : 59.45 13.94 7.89 - 0.07 __ 0.07
Cesisb
Borneamenekom 03 20.41 2300 i 8.50 30.11.2010 - 101.75 100.85 101.89; 0.99 043 208 i 13.74 835 8.04 - 1292 270
Bornzamenekom 02 503 3000 i 8.20 30.11.2010 04.12.2008 100.65 100.60 100.90: 0.05 0.25 1.98 i 1325 8.15 - 8.02 215 1.99
Hanbcesss 01 0.00 1000 §13.00 15.11.2006 - 101.03 100.51 101.54; 0.00 -0.44 -1.12: 28.14 12.87 9.02 - 0.28 0.26
MITC, 04 7.39 1000 i 7.10 22.04.2009 25.04.2007; 100.23 100.14 100.23: 0.03 0.20 -0.45: 19.45 7.08 - 6.86 i 0.71 0.66
MITC, 05 0.00 1500 ; 8.30 25.05.2010 29.05.2007: 10129 0.00 0.00 { 0.00 0.00 -0.16: 15.01 8.19 - 6.74 : 080 0.75
Mezagpor, 03 0.00 3000 i 9.25 15.04.2008 - 103.25 103.00 103.50: 0.00 0.15 -0.53:27.37 896 7.30 - 157 147
Cubupbmenekom, 04 0.73 2000 }12.50 05.07.2007 - 104.25 104.25 104.60: -0.10 0.00 029 i 993 11.99 7.75 - 0.89 0.83
Cubupbmesnekom, 06 0.00 2000 ; 7.85 16.09.2010 23.09.2008: 99.67 0.00 100.00i 0.00 0.51 0.81  28.82 7.88 - 813 i 1.96  1.81
C3 Tenexom, 02 0.00 1500 } 7.50 03.10.2007 - 99.80 99.60 100.00i 0.00 -0.03 -1.17: 6.16 7.52 8.02 - 0.69 064
C3 Tenexom, 03 0.53 3000 : 9.25 24.02.2011 28.02.2008: 102.10 101.00 0.00 : 0.00 0.00 -0.20: 16.22 9.06 - 8.04 i 146 1.35
CMAPTC, 02 1.79 500 :14.00 26.06.2007 26.12.2006; 100.40 100.33 100.40; 0.40 -0.60 0.03 i 14.96 13.94 - 12,74 040 0.35
CMAPTC, 03 0.00 1000 } 14.10 29.09.2009 03.10.2006; 100.36 100.21 100.50: 0.00 -0.15 -0.21 i 47.13 14.05 - 1136 0.16  0.15
Tammenexom, 03 0.00 600 }11.75 06.05.2007 - 102.45 000 0.00 { 0.00 0.10 -0.53:27.68 11.47 8.63 - 0.71 0.66
YPCU 04 0.67 3000 : 9.99 01.11.2007 - 102.90 102.90 103.75: 0.10 0.05 0.44 : 2518 971 7.63 - 118  1.09
YPCU 06 0.00 2000 ; 8.20 17.11.2011 20.11.2008; 100.32 0.00 100.50; 0.00 0.25 0.20 i 15.95 8.17 - 8.20 i 2.11 1.95
Lienmpmenexom 03 0.00 2000 i 12.35 15.09.2006 - 100.61 100.47 100.75: 0.00 -0.17 -0.05: 47.37 12.28 6.69 - 012 0.1
Lienmpmenexom 04 18.70 5623 :13.80 21.08.2009 - 11410 114.10 11450 026 0.12 0.44 { 63.52 12.09 8.63 249 229
LienmpanbHbit Teneepag 0;  0.00 500 :16.00 22.08.2006 - 99.88 99.40 100.35! 0.00 -0.38 -0.67 : 32.00 16.02 17.98 - 0.05 0.04
LienmpanbHbit Teneepag, G 0.00 700 § 9.75 01.04.2009 - 100.95 0.00 100.95; 0.00 0.55 055 : 801 966 9.67 - 236 215
fOTK, 01 18.14 1500 {14.24 14.09.2006 - 100.65 100.50 100.65: 0.00 -0.11 -0.20 { 55.01 14.15 7.96 - 0.11 0.10
fOTK, 03 470 3500 {10.90 10.10.2009 09.10.2007; 101.94 101.68 101.94; 0.18 -0.05 0.30 i 3524 10.69 - 9.31 i 1.11 1.01
fOTK 04 0.09 5000 §10.50 09.12.2009 - 101.50 101.50 101.70i 0.00 0.53 0.80 i 14.67 10.34 9.62 - 1.88  1.71
Memannypausi
Amypmemann, 01 1.01 1500 i 9.80 26.02.2009 - 100.82 100.56 100.95: 0.07 -0.08 025 ;4162 972 9.65 - 224 204
WHIIPOM, 02 0.70 1000 §10.70 15.07.2010 - 100.00 99.95 100.00i 0.00 -0.18 -0.47: 440 10.70 545 - 183 173
WHIIPOM, 03 0.96 1300 10.70 18.05.2011 23.05.2007; 100.00 99.85 100.00; 0.00 0.05 0.05 i 21.11 10.70 - 1094 077 070
MaupWreecm, 01 0.00 500 §12.30 03.04.2007 - 100.47 100.20 100.73; 0.00 -0.15 0.40 i 1045 12.24 1206 - 0.64 057
Mauphreecm, 02 151 1000 {10.90 16.12.2008 28.11.2006; 100.60 100.60 100.99: -0.44 0.07 0.37 : 19.71 10.83 - 879 i 032 0.29
Maxcu-lpynn, 01 11.81 3000 {11.25 12.03.2009 13.09.2007: 98.40 98.37 9850 : 0.02 -0.17 0.06 i 43.46 1143 - 13221 1.03  0.91
M3 um. Ceposa, 02 0.00 2000 } 8.75 27.02.2009 - 99.50 0.00 9950: 0.00 -1.11 073 {3692 879 917 - 227 208
HM3 um. Kysemura, 01 0.00 1200  11.00 14.02.2010 16.08.2007: 99.38 99.00 99.75: 0.00 0.97 096 i 51.23 11.07 - 1199 096 0.85
HCMMS3, 01 0.00 1000 ; 1.00 19.05.2008 - 99.90 0.00 9990: 000 0.00 -0.10i 203 1.00 1.06 - 178 176
OMK, 01 8.82 3000 i 9.20 12.06.2008 - 102.00 101.90 102.10i 0.00 0.00 -0.12: 14.37 9.02 8.17 - 173 1.60
Pycan ®uH 02 0.00 5000 ; 8.00 20.05.2007 - 100.50 100.30 100.70; 0.00 0.05 0.15 ; 16.66 7.96 7.45 - 077 072
PycAn®uH, 03 9.42 6000 § 7.20 21.09.2008 - 99.19 99.00 9930 029 0.15 0.10 { 26.83 726 7.76 - 196  1.82
Ce60600HbIl cokor, 02 0.00 600 §11.75 22.11.2007 - 100.25 100.00 100.50; 0.00 0.00 -0.20: 22.86 11.72 11.84 - 122 1.09
CIr MEYET, 01 0.00 2000 § 5.50 22.11.2007 - 100.00 0.00 100.00i 0.00 0.00 0.00 i 10.70 550 5.57 - 126 120
Cesepcmaris, 01 0.00 3000 ; 8.10 28.06.2007 - 101.50 101.00 102.00; 0.00 0.78 -0.36: 7.99 798 6.45 - 0.88  0.83
T4 MEYE]T 01 0.00 3000 § 5.50 12.06.2009 - 92.00 91.00 9300 000 222 -811: 7.38 598 891 - 265 244
TMK, 01 2.01 2000 ;10.30 20.10.2006 - 100.64 100.55 100.65; 0.03 -0.10 -0.10{ 29.91 10.23 7.01 - 0.21 0.20
TMK, 02 0.00 3000 ;10.09 24.03.2009 30.03.2007; 101.53 101.45 101.60i 0.00 0.05 0.19 i 3566 9.94 - 7.77 1 063 058
TMK, 03 8.00 5000 ; 7.95 15.02.2011 19.02.2008; 99.88 99.85 9998 : 0.03 0.02 0.22 { 3572 7.96 - 819 i 143 1.33
Tynayepmem 02 0.00 1000 § 9.75 02.12.2007 - 100.10 0.00 0.00 { 0.00 -0.10 -0.15: 16.83 9.74 9.88 - 126 115
4Tr13, 01 0.00 3000 : 9.50 16.06.2010 25.04.2008: 102.33 0.00 102.50: 0.00 0.10 _0.17 i 1145 9.28 - 819 i 1.62 149
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OMUTEHTBI OB’ BEMbI TMOrALUEHUE/ BbIKYT LEHA UW3MEHEHUE,% [HOXOQHOCTb,% [OHOPALNA
Moniozig Mno;bz’;ﬁ KyroH,%  [Morawexue Odcpepra Mﬂ::.r' Mokynka [pogaxa  AeHb Henens mecsiL HKO Tekywasa Krnoraw. Kodepre [iop. net. Moa. aop
MawuHocmpoeHue
Asemoeas, 02 2.71 3000 { 9.20 13.08.2008 14.02.2007: 101.35 101.28 101.35: -0.15 0.04 -0.28 : 42.85 9.08 - 6.67 : 0.51 0.48
Asmoeas, 03 0.00 5000 { 7.80 22.06.2010 26.06.2007; 100.30 100.00 100.60i 0.00 0.00 0.05: 8.12 7.78 - 7.57 ¢ 0.87 0.81
Bazonmaw, 01 1.33 300 (13.50 19.06.2008 - 104.83 104.83 105.00( -0.42 0.00 0.15 : 15.90 12.88 10.86 - 1.70 1.53
BKM-®uHatc, 01 0.00 1000 :10.25 04.06.2008 06.12.2006; 100.25 100.00 100.50: 0.00 0.00 -0.14: 16.29 10.22 - 9.34 i 0.34 0.31
Bonzabypmaw 01 4.20 600 :11.10 08.10.2008 11.10.2006: 100.17 100.05 100.18: 0.17 0.00 0.05 : 34.67 11.08 - 9.83 : 0.19 0.17
las-@unaxc, 01 0.50 2000 i 8.49 08.02.2011 12.02.2008: 99.50 99.50 99.75: -0.20 -0.10 0.00 : 39.78 8.53 - 9.04 : 1.41 1.29
ETIK 01 0.00 1000 { 8.75 02.10.2008 05.10.2006; 99.72  0.00 100.00: 0.00 -0.05 -0.10: 28.77 8.78 - 10.16 ¢ 0.17 0.15
Wxmauw, 02 0.00 1000 £ 13.55 17.06.2008 19.12.2006: 101.13 100.95 101.30: 0.00 -0.34 0.05 { 16.71 13.40 - 10.27: 0.38 0.34
Mrmeepa PuHarc, 01 0.00 2000 {10.50 20.03.2009 - 101.40 101.00 0.00 { 0.00 0.20 0.40 { 38.26 10.36 10.12 - 2.28 2.07
UPKYT 03 4.85 3250 { 8.74 16.09.2010 - 101.10 101.10 101.20: 0.13 -0.05 -0.21{ 32.09 8.64 8.59 - 3.44 3.17
KAMAS3-®uHarc, 01 0.00 1200 { 6.00 11.11.2006 - 9840 0.00 0.00 : 0.00 0.00 0.00: 1381 6.10 11.93 - 0.27 0.24
KAMAS3-®uHarc, 02 0.40 3000 { 8.45 17.09.2010 19.09.2008; 99.84 99.84 99.90: 0.29 -0.22 -0.13: 30.79 8.46 - 8.71 1.93 1.78
Kpuozenmaw, 02 0.00 500 § 9.75 08.07.2008 - 100.05 0.00 0.00 { 0.00 0.04 045 : 6.41 9.75 4.85 - 1.81 1.73
Momosuriux. 3ago0ei, 01 1.42 1500 : 10.00 22.01.2009 26.07.2007; 101.10 0.00 101.25: 0.35 0.00 -0.24: 2.19 9.89 - 8.99 { 0.95 0.87
Momopocmpoumers, 01 0.00 800 :12.00 19.03.2009 20.09.2007: 100.80 100.60 101.00: 0.00 0.20 0.00 i 44.05 11.90 - 11.51: 1.05 0.94
M3, 01 0.00 750 { 9.90 21.07.2009 24.07.2007: 100.00 0.00 0.00 { 0.00 0.10 -0.03: 2.71 9.90 10.27 ¢ 0.93 0.85
pommpakmop, 01 0.25 1500 { 9.75 03.07.2008 - 99.99 9995 99.99: -0.01 -0.05 010 : 748 9.75 485 - 1.81 1.72
0 0.00 0 0.00 00.01.1900 00.01.1900: 0.00 0.00 0.00 - - - 0.00 0.00 0.00 : 0.00 0.00
HI1O CATYPH, 01 0.00 1500 { 9.00 23.03.2008 24.03.2007; 100.48 100.35 100.60i 0.00 -0.25 0.25 { 32.79 8.96 - 8.36 i 0.61 0.57
Ceeepcmarb-aemo, 01 0.00 1500 {11.25 21.01.2010 25.01.2007: 103.00 0.00 0.00 : 0.00 0.00 0.00: 247 10.92 - 480 i 0.48 0.45
COK-Asmokomri., 01 2.02 1100 {12.32 24.04.2008 27.10.2006; 99.90 99.90 100.10: 0.00 0.15 0.15 { 33.42 12.33 - 1296 0.23 0.20
Cmpolimparcaas, 01 0.00 3000 { 9.60 25.06.2008 - 101.30 101.10 101.50; 0.00 0.13 -0.15f 9.73 948 9.03 - 1.76 1.62
TB3, 01 0.00 750 :14.60 10.10.2006 - 101.30 101.10 101.50: 0.00 -0.19 -0.49: 46.40 14.41 7.10 - 0.18 0.17
TpaHcmauwxondute, 01 0.00 1500 { 1.00 01.12.2007 - 9402 000 95.00: 000 0.00 -105; 175 1.06 5.83 - 1.32 1.25
YpansazoH3aseo0, 01 2.02 2000 ;13.36 30.09.2008 03.10.2006: 100.85 100.70 101.05: -0.05 -0.12 -0.32: 44.66 13.25 - 7.78 : 0.16 0.15
YpaneazoH3agod 02 0.50 3000 : 9.35 05.10.2010 03.10.2007: 100.80 100.67 101.00: 0.02 -0.02 0.15 : 31.00 9.28 - 8.78 : 1.10 1.01
JHob6biearowasi MPoOMbIWIIEHHOCMb
CYOK, 02 i 0.00 1000 ; 8.50 15.02.2007 - 9965 9940 99.90: 0.00 045 -049: 18.16 8.53 9.49 0.47
XauneHd ['ond @uHaxe, 01 & 1.52 750 :12.00 02.04.2008 09.10.2006: 100.10 100.10 100.35: -0.10 0.05 _0.10 ;: 9.86 11.99 - 0.16
MompebumenbcKuli cekmop
AnadywkuH 07 0.00 500 {12.00 08.03.2007 - 100.02 0.00 100.90: 0.00 0.14 0.05 : 48.66 12.00 12.28 - 0.56 0.50
ApHecm®uHarc, 01 0.00 600 :10.30 29.04.2009 25.04.2007; 100.00 0.00 0.00 { 0.00 0.00 -0.20: 28.22 10.30 - 10.52: 0.70 0.63
Banmuka, 01 0.00 1000 { 8.75 20.11.2007 - 101.38 101.30 101.45: 0.00 -0.18 0.56 { 10.79 8.63 7.81 - 1.31 1.22
banmumop-Heea, 01 0.02 500 : 1.00 05.09.2006 - 98.01 98.01 0.00 : -0.86 0.00 133 : 1.64 1.02 24.14 - 0.09 0.07
banmumop-Hesa, 02 0.00 800 {11.65 15.05.2008 23.11.2006; 100.78 100.65 100.90: 0.00 -0.30 -0.35: 24.90 11.56 - 8.36 : 0.30 0.28
Bumm-bunnb-flatH, 02 5.12 3000 { 9.00 15.12.2010 - 102.45 102.45 102.80: -0.82 0.05 -0.92} 10.85 8.78 8.49 - 3.68 3.39
Tpynna OCT, 02 244 1000 {12.90 08.05.2008 10.05.2007; 100.25 100.24 100.30 -0.45 0.01 -0.19} 30.04 12.87 - 12.87% 0.73 0.65
Lked-Oep-Cu, 02 10.27 1200 :13.00 04.12.2007 05.12.2006: 101.50 101.35 101.50: -0.15 0.09 -0.29: 21.01 12.81 - 8.25 : 0.34 0.31
Wreecmnpoexkm, 01 0.52 1000 {10.80 16.05.2007 - 101.20 100.95 101.35; -0.30 0.10 0.10 { 23.38 10.67 9.34 - 0.76 0.69
WHmapko, 01 0.00 1000 § 9.85 19.12.2008 22.12.2006; 100.00 0.00 0.00 { 0.00 0.00 -0.05: 11.33 9.85 - 9.74 ¢ 0.38 0.35
KpacHbiti Bocmok, 01 0.00 1500 { 11.50 25.02.2007 - 101.32 101.15 101.48: 0.00 0.30 -0.25: 50.73 11.35 9.22 - 0.53 0.49
Hympureecmxondure, 01 5.52 1200 § 11.00 09.06.2009 - 100.15 100.10 100.50: 0.15 0.11 0.05 { 15.67 10.98 3.40 - 2.60 2.51
Hagpuc Kocmemukce, 01 3.51 400 {10.50 22.04.2007 - 100.40 100.40 100.50: -0.14 0.00 0.19 { 29.92 10.46 10.10 - 0.69 0.63
OmeyecmeerHbie nekapcme  0.00 1300 {10.25 17.02.2009 21.08.2007: 99.67 89.75 99.80: 0.25 0.25 0.30 : 46.05 10.28 - 10.87: 0.97 0.88
Ovuakoeo, 02 1.48 1500 { 8.50 19.09.2008 - 98.78 98.65 98.80: 0.08 -0.09 0.25: 30.97 8.60 9.51 - 1.55 1.41
[NT-Nneecmmerme 01 0.00 1000 {12.00 28.09.2006 - 101.00 0.00 0.00 { 0.00 0.00 0.50 4175 11.88 5.10 - 0.15 0.14
INT-Nneecmmerme 02 0.00 1500 §14.25 23.03.2009 29.09.2006; 100.94 100.72 101.15¢{ 0.00 -0.30 0.19 { 50.75 14.12 - 6.96 i 0.15 0.14
Pycckuti Tekemure 02 0.21 1000 :12.75 05.03.2009 - 99.00 9850 99.00: 0.30 -0.45 -130: 51.70 12.88 13.82 - 1.58 1.39
Pycckuti Tekcmunb 03 0.32 1200 {12.00 20.10.2009 18.10.2007: 97.94 97.70 9795 0.25 -0.20 -0.30} 33.21 12.25 - 14.35: 1.12 0.98
C- Aepo, 01 0.00 400 {11.50 20.05.2009 21.11.2007; 100.00 0.00 0.00 { 0.00 0.00 0.00 :{ 22.68 11.50 - 12.00: 1.20 1.07
Caread, 01 0.00 1000 : 11.66 03.12.2008 06.06.2007: 101.10 101.00 101.20: 0.00 -0.10 -0.35: 18.53 11.53 - 10.48 ¢ 0.81 0.73
CuHepaus, 01 0.01 1000 {10.70 22.04.2009 24.10.2007; 99.70 99.40 99.70: 0.20 -0.03 -0.48 : 29.32 10.73 - 11.24: 1.15 1.03
Tanocmo-®uHanc, 01 0.00 1000 {10.00 06.03.2009 07.09.2007: 100.04 99.83 100.25: 0.00 -0.05 -0.11 i 40.27 10.00 - 10.19¢ 1.02 0.93
tOempati3um 02 0.00 1000  11.50 25.11.2008 28.11.2006: 99.57 0.00 99.60: 0.00 -1.92 -192: 20.79 11.55 - 12.66: 0.32 0.28
Slkoeneeckul Tekcmusb, 07 0.00 1000 £ 12.00 31.10.2008 27.10.2006: 100.02 0.00 100.15: 0.00 -0.05 -0.15: 32.22 12.00 - 11.56: 0.23 0.21
A2ponpoMblIuIeHHbIU KOMIIEKC
AlK Apkaoa 01 0.34 600 {13.20 28.06.2008 29.06.2007: 100.06 100.06 100.10f -0.05 0.21 -0.05: 13.02 13.19 - 13.52: 0.87 0.77
AlK Apkada, 02 1.23 1000 {13.31 20.02.2009 22.08.2007; 100.05 100.05 100.15( -0.07 -0.02 0.07 { 59.80 13.30 - 13.68: 0.96 0.84
AlK Oro, o1 1.73 1100 {15.50 22.04.2007 - 101.65 101.46 101.69: 0.15 0.06 0.04 { 37.54 1525 12.97 - 0.60 0.53
AlK Oro, 02 3.50 1200 :12.95 25.02.2009 - 9990 99.80 99.95:-0.10 0.00 0.00 : 56.41 12.96 13.41 - 1.98 1.74
benapankopm 0.00 700 £10.90 02.12.2008 05.12.2006: 100.07 0.00 100.30: 0.00 -0.15 -0.25} 17.62 10.89 - 11111 0.33 0.30
Espocepsuc 0.00 1500 {14.00 18.12.2007 19.12.2006; 100.59 100.40 100.78: 0.00 -0.05 0.00 ; 17.26 13.92 - 1291 0.37 0.32
KBK HYepemywku, 01 0.00 700 :11.30 02.03.2009 05.03.2007; 100.15 0.00 0.00 : 0.00 0.00 -1.81: 46.75 11.28 - 11.29: 0.56 0.50
MukosiHosckud, 01 0.00 1000 § 13.50 18.09.2006 - 100.25 100.24 0.00 { 0.00 0.00 -0.20: 51.04 13.47 10.89 - 0.12 0.11
Moccensbnpom, 01 1.51 1000 {13.00 12.12.2008 15.06.2007: 100.70 100.70 100.89: -0.06 0.09 0.53 { 17.45 1291 - 12.44 ¢ 0.83 0.74
MABA, 01 0.00 350 :11.00 15.06.2008 15.09.2006: 100.00 0.00 0.00 : 0.00 0.00 0.51 : 14.77 11.00 10.84: 0.12 0.10
Mpadimepu HoH, 01 0.00 750 £12.50 10.11.2006 - 100.10 0.00 0.00 { 0.00 -0.40 0.10 : 28.77 12.49 12.66 - 0.26 0.23
Pasynau-®uHaHc, 01 1.50 3000 {11.50 02.10.2008 05.04.2007; 100.10 0.00 100.80( 0.05 0.20 0.10 { 37.81 11.49 - 11.60: 0.64 0.57
Pycazpo 01 0.40 1000 {11.66 19.07.2008 18.01.2007; 100.10 100.05 100.10{ 0.10 -0.06 0.60 } 4.79 11.65 - 11.38: 0.46 0.41
CoxonbHuku MenH. Kom6., G 0.00 1000 :11.50 26.02.2009 30.08.2007: 99.70 0.00 99.70: 0.00 0.00 -0.10: 48.84 11.53 - 12.13: 0.99 0.88
O@KO, 01 0.00 1000 { 8.00 05.09.2006 - 99.90 99.80 100.00i{ 0.00 0.00 0.35 % 32.88 8.01 8.86 - 0.09 0.08
O®KO, 02 4.01 1500 {10.50 22.01.2010 26.01.2007; 100.25 100.10 100.25: 0.05 0.20 0.00 : 2.01 10.47 - 9.93 i 048 0.44
tOempar3um 02 0.00 1000 : 11.50 25.11.2008 28.11.2006: 99.57 0.00 99.60 : 0.00 -1.92 -1.92: 20.79 11.55 - 12.66 : 0.32 0.28
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OMUTEHTbI OBBEMbI TOrALUEHUE/ BbIKYT LUEHA UW3MEHEHME,% [JOXOL4HOCTb,% [OOPALNA
l\?nﬁHO‘?)?;i Mnop?:lbi)';ﬁ KynoH,%  lMoraiweHue Odpepra Mﬂ::.r' Mokynka [Mpopaxa AeHb Hepensa Mecsy HKO Tekywasa Krnoraw. Kodepre [iop. net. Moa. aop

PO3HUYHBIU CeKmop

Adamarm, 02 0.00 2000 :11.25 20.05.2010 24.05.2007; 100.11 100.03 100.19: 0.00 0.92 0.01 : 21.88 1124 - 1157 0.76  0.68
Bukmopus-®uHarc, 01 0.00 1500 { 9.90 29.01.2009 01.02.2007; 100.00 99.85 100.10; 0.05 0.05 0.35 i 0.27 9.90 - 990 i 050 045
Hemcruii mup, 01 0.00 1150 i 8.50 26.05.2015 - 99.13 9875 9950 0.00 0.00 076 i 13.97 858 8.83 - 6.28 577
Lukas Opxudes, 01 0.00 1000 :11.30 09.04.2009 12.04.2007: 100.16 100.06 100.25: 0.00 -0.01 0.02 i 681 1128 - 11521 067 0.60
[Aukcu-®unanc, 01 0.00 3000 ; 9.25 17.03.2011 - 98.32 0.00 99.00: 0.00 041 -0.60: 33.96 9.41 9.94 - 373 3.39
[IOMO-®unarc, 01 0.00 1000 {12.50 14.02.2008 15.02.2007: 100.01 99.91 100.10i 0.00 0.16 -0.10} 57.88 1250 - 1285} 050 045
Wrkom-ITada, 02 1.00 1400 {11.75 12.02.2010 16.02.2007; 100.10 100.00 100.10i 0.05 -0.05 0.18 i 2479 11.74 - 1205: 052  0.46
Konetika T/, 01 0.00 1200 : 9.75 17.06.2008 19.12.2006; 100.85 100.75 100.95: 0.00 0.00 -025i 3.74 9.67 - 765 037 035
Konetika T/, 02 34.37 4000 i 8.70 15.02.2012 18.02.2009; 98.80 98.67 98.80 i 0.11 -0.44 -050i 17.16 8.81 - 956 i 227 207
Mazrum 01 0.00 2000 ;i 9.34 19.11.2008 - 101.82 0.00 101.90i 0.20 015 025 : 1842 917 862 - 209 192
Mapma ®uHarc, 02 1.00 1000 {11.75 06.12.2009 07.06.2007: 99.80 99.60 99.89: 0.30 0.15 049 i 1867 11.77 - 1232: 081 0.72
Mapma-®uratc, 01 1.06 700 i14.84 22.05.2008 - 103.65 103.33 103.70: -029 0.14 -0.16 i 28.87 14.32 1287 - 161  1.42
Mampuua @uHaHc 0.00 1200 {12.32 10.12.2008 13.06.2007; 99.60 99.41 99.79: 0.00 -0.15 -0.30} 17.21 1237 - 1319i 083 0.73
MUP ®uHarc 0.50 1000 ; 9.89 27.12.2007 27.12.2006 100.05 99.90 100.10i 0.05 0.08 0.10 i 10.30 9.89 - 9.87 i 040 0.36
Mowemka, 01 0.00 1000 :10.70 14.05.2009 15.11.2007; 99.45 0.00 100.00: 0.00 0.00 -020i 22.87 10.76 -  1146i 121 1.08
Mepexpecmoxk, 01 20.00 1500 i 8.15 08.07.2008 - 100.00 99.78 0.00 { -020 030 020 : 536 815 4.05 - 183 176
Mamepoyka ®urarc, 01 0.00 1500 }11.45 12.05.2010 - 109.30 109.30 0.00 i 0.00 051 0.14 i 24.78 10.48 8.69 - 313 288
Mamepoyka ®urarc, 02 722 3000 i 9.30 14.12.2010 - 103.15 103.15 103.25{ 0.00 0.10 054  11.47 9.02 8.60 - 366  3.37
TexHocuna, 01 0.42 2000 :10.00 26.05.2011 28.05.2008; 99.75 99.60 99.75: 0.01 -0.30 -0.30: 17.81 10.03 -  10.39i 1.68 1.52
TOI-KHUIA, 01 0.00 700 :11.35 05.02.2009 08.02.2007: 100.60 0.00 _ 0.00 i 0.00 0.25 -010: 5473 1128 -  10.37i 049  0.44
JlecHasi npombiwneHHocmb U LIBK

ALBK-FHeecm 0.07 500 :13.50 07.09.2006 - 100.25 0.00 100.30: -0.10 0.00 -0.15: 21.08 13.47 1057 - 0.09 0.08
ALIBK, 03 2.00 1500 i 9.95 14.04.2011 18.10.2007; 100.15 99.85 100.50i 0.15 -0.30 0.10 i 4.09 9.94 - 1018% 115  1.04
Bonea, 01 0.52 1500 {12.00 13.03.2007 - 101.40 101.35 101.55 0.00 -0.03 0.10 i 46.68 11.83 9.76 - 058 053
rOTaK, 02 025 1500 ;11.50 18.06.2009 21.12.2006; 99.85 99.50 99.85: 0.02 0.10 -0.15: 1355 1152 - 11.75: 038 0.34
[13-®uHarc, 01 0.00 400 (11.60 23.05.2008 25.05.2007: 100.02 0.00 100.05{ 0.00 0.05 0.00 i 2225 1160 - 11.86i 078 0.70
HIIK 01 052 500  0.00 31.01.2008 - 100.00 9995 0.00 { 0.00 0.05 010 000 0.00 0.00 - 199  1.99
3@ Cows, 01 0.00 300 :11.00 09.10.2007 05.10.2006; 100.13 100.00 100.25: 0.00 -0.13 -0.20 i 36.16 10.99 - 9.89 i 0.17  0.15
CmpoumesibCcmeo U unomeka

AVDRK 07 0.00 1070 ; 11.00 01.12.2008 - 10820 0.00 0.00 ! 0.00 000 0.00 10.17 7.23 - 209 1.95
AVMDKK, 02 0.00 1500 {11.00 01.02.2010 - 111.00 110.80 111.20{ 0.00 0.00 050 i 090 991 7.51 - 3.02 281
AMKK, 03 0.00 2250 i 9.40 15.10.2010 - 105.75 105.50 106.00i 0.00 0.00 -0.19: 515 8.89 7.42 - 263 244
AVDKK, 04 000 900 i 870 01.02.2012 105.70 105.20 106.20i 0.00 0.00 0.00 : 0.72 823 7.64 - 446 414
BXK®, 01 234 500 i12.65 19.12.2008 2212 2006: 100.17 100.00 100.17: 0.00 -0.01 -0.01: 1456 1263 - 1272: 038 0.33
Inasmoccmpod, 01 0.00 2000 } 1.00 27.05.2007 - 8222 81.00 97.99: 000 -7.14 -7.04} 1.89 122 2868 - 0.81 063
naemoccmpoti, 02 0.14 4000 i 11.50 17.03.2011 22.03.2007; 100.79 100.70 100.79 0.00 -0.05 0.27 i 4222 1141 - 10.39i 060 0.5
I'pynna JICP, 01 43.34 1000 i 11.00 20.03.2008 22.03.2007: 100.05 100.00 100.05: 0.15 0.01 0.30 i 40.38 1099 - 11.16: 060 0.54
WHTEKO, 01 0.00 1200 {10.95 15.02.2007 - 100.01 0.00 0.00 { 0.00 000 0.0 : 50.70 1095 1121 - 051 046
Uckumumuyemerm 02 000 500 i12.50 05.11.2008 07.11.2007: 100.06 0.00 0.00 : 0.00 0.06 -024i 2945 1249 -  13.04i 115 1.02
Uckumumuyemerm, 01 1.03 200 i16.80 24.12.2006 - 101.80 101.32 102.00i -0.72 -0.21 -1.46: 18.87 1650 1250 - 038 034
Jlasepra, 01 6.52 1000 :11.25 08.04.2010 12.04.2007; 100.35 100.30 100.40i 0.05 0.05 0.00 i 34.83 1121 - 10.94: 066  0.60
MUA, 01 0.26 2200 {10.00 20.09.2012 - 101.75 101.75 102.75} -0.97 -0.97 -049: 211 983 966 - 263 240
MUA, 02 0.00 1000  9.50 09.08.2008 06.02.2007; 100.50 0.00 0.00 : 0.00 0.45 0.20 i 2264 9.45 - 876 i 049 045
MUA, 03 0.00 1500 : 9.40 23.02.2012 30.08.2007: 100.60 100.45 0.00 : 0.00 -0.05 0.20 i 16.48 9.34 - 9.10 i 1.02 093
Mupaxc pynn 0.98 1000 13.50 19.08.2008 22.08.2006 100.78 100.67 100.78 0.00 0.05 045 i 6066 1340 - -217i 005 0.05
MOWUA, 01 0.00 1500 i 9.00 21.12.2010 23.12.2006; 100.46 100.37 100.54: 0.00 -0.04 0.29 i 10.85 8.96 - 7891 039 036
MK, 05 0.00 1120 (10.20 20.05.2008 22.05.2007: 99.38 99.25 99.40: 0.13 -0.11 -0.15: 2040 1026 - 11481 076  0.68
Canasamcmexo 01 000 750 i11.60 25.03.2008 - 102,52 0.00 102.99i 0.00 -0.24 -0.97: 41.00 11.32 10.13 149 135
Canaseamcmexno 02 2.00 1200 i 9.28 28.10.2009 31.10.2007; 100.00 99.70 100.00i 0.20 0.04 -0.01i 2364 9.28 - 9.47 118  1.07
Cu6. yemerm., 03 0.00 800 i 9.70 12.06.2008 14.06.2007; 100.13 100.00 100.25: 0.00 0.02 045 i 1329 9.69 - 9741 084 076
Cy-155 3.89 1500 10.50 30.03.2007 - 99.69 99.65 99.85: -0.21 -011 -124} 10.36 1053 1145 - 063 057
TepHa-@uraHc, 01 0.37 500 14.00 16.12.2008 19.12.2006; 100.70 100.70 100.90i 0.00 0.05 0.06 : 17.26 13.90 - 1258 037  0.33
LIYH JleHCrieyCMY, 01 0.25 1000 :12.00 22.04.2010 24.04.2008; 100.00 99.85 100.00i 0.00 0.21 -0.50i 3255 12.00 - 11.90i 152 1.36
FOCKK, 01 1.02 600 i14.00 01.07.2008 17.01.2008: 100.04 100.02 100.59: -0.03 0.02 0.06 i 11.89 13.99 - 9.14 i 135 1.24
TpaHcopm

AsuaK. Camapa, 07 1.01 350 :14.00 08.03.2007 - 101.30 101.20 102.00: 0.01 -0.15 -049: 56.77 13.82 11.95 - 056  0.50
Mem Maii XaHonure, 02 0.74 3000 :11.59 22.05.2008 23.11.2006; 99.80 99.69 99.80 : -0.04 0.03 0.05 i 2254 11.61 - 12.00i 030 0.27
MMK-Tpatc, 01 000 650 (11.50 10.07.2008 11.01.2007: 100.52 0.00 100.70i 0.00 020 -0.74} 693 1144 - 1020} 044  0.40
PX[, 05 60.19 10000} 6.67 22.01.2009 99.40 9930 9950: 0.10 015 042} 146 671 7.06 - 232 216
PX[, 03 13.52 4000 § 8.33 02.12.2009 - 103.82 104.00 104.10i 0.34 0.05 019 { 13.24 802 7.14 - 295 275
PX[, 02 0.00 4000 } 7.75 05.12.2007 - 101.42 0.00 102.00i 0.00 0.01 001 : 1232 7.64 6.73 - 128  1.20
PX[ 07 58.23 5000 i 7.55 07.11.2012 - 102.45 102.20 102.80} 069 015 0.70  16.34 7.37 7.18 - 504  4.71
PXX[ 06 51.73 10000} 7.35 10.11.2010 - 101.20 101.01 101.20i 0.35 042 062 : 1591 7.26 7.14 - 369 344
PX[ 04 020 10000i 6.59 14.06.2007 100.27 100.15 100.27i 0.01 -0.04 025 i 9.03 657 6.35 - 084 079
TpaHcaspo-®urakcel, 01 0.00 2500 {11.65 05.02.2009 09082007 100.38 0.00 0.00 { 0.00 011 0015618 1161 - 1155 093 0.4
OliptOHuoH 01 0.13 1500 :13.00 10.11.2009 15.05.2007; 99.00 98.85 99.00 : -0.05 0.00 0.30 i 2849 1313 - 1517i 073  0.64
HOT3ip, 01 0.00 1000 :10.65 22.11.2006 - 100.23 100.10 100.35: 0.00 -0.03 -0.13 i 20.72 10.63 _9.69 - 0.31  0.28

UcmoyHuku: REUTERS, pacyemsi baHka Mockebi
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PbIHOK PYBJIEBbIX OBNUTALIUIA 7 asrycrta 2006 r.

OMUTEHTbBI OBBEMbI TNOrALUEHUE/ BbIKYTT LEHA NW3MEHEHUE,% [OOXOAQHOCTb,% [AIOPALNA
Moniol;(;g M;)pi’?;'s. KynoH,%  Moraiwekve Odpepra M:ﬂ:::r Mokynka [Mpopaxa OeHb Hegena mecsy HKO Tekywas Knoraw. Kodepre [Aiop.net. Moga. Oiop

QPuHaHCco8bIlU cCeKmop

AKBAPC, 02 0.00 1500 : 8.25 22.01.2009 26.07.2007: 99.80 0.00 0.00 : 0.00 0.00 -0.15: 1.81 8.27 - 864 : 096 0.88
Bank 3eHum, 01 0.50 1000 i 8.00 24.03.2007 - 100.01 100.01 100.24i -0.09 -0.10 0.05 { 29.15 8.00 8.12 - 062 057
Bank 3EHUT, 02 500 2000 : 8.39 16.02.2009 - 100.00 99.85 100.05: 0.30 0.00 0.10 { 39.31 8.39 8.56 - 225 207
bank Kedp, 01 0.80 450 :11.00 05.10.2007 13.10.2006; 99.65 99.65 99.90: -0.15 -0.05 -0.25: 844 11.04 - 12.27% 019 017
bark Crypm, 01 0.00 500 { 9.25 15.11.2007 16.11.2006; 99.98 99.80 100.15{ 0.00 0.00 0.10 { 19.77 9.25 - 966 i 028 025
Brewmopebatk 04 0.00 5000 : 6.50 19.03.2009 22.03.2007: 100.20 100.00 0.00 i 0.00 0.00 0.00  23.86 6.49 - 625 i 061 058
Brewmopzbatk 05 0.00 15000i 6.20 17.10.2013 26.04.2007; 99.98 99.80 100.15i 0.00 020 0.15 i 1.36 6.20 - 638 1 071 067
lasbark, 01 0.00 750 i11.00 25.11.2008 21.11.2006 100.15 100.00 100.30; 0.00 0.00 0.10 i 22.00 1098 -  10.26; 0.30 0.27
MMB, 02 0.00 3000 i 6.50 11.02.2009 14.02.2007: 100.05 0.00 0.00 { 0.00 0.00 0.00 : 30.27 6.50 - 6.50 i 052  0.48
Mockommepubank, 01 0.00 1000 i 9.76 10.12.2008 06.12.2006; 100.41 100.37 100.45: 0.00 -0.12 -0.10i 1551 9.72 - 839 i 034 0.31
HOMOC-BaHk, 07 0.00 3000 : 8.25 16.06.2009 18.12.2007: 99.88 99.75 100.00i 0.00 -0.10 -0.14: 10.17 8.26 - 851 1 131 121
HOK, 01 0.00 1000 i 9.80 12.05.2009 07.05.2007; 99.62 0.00 99.95} 0.00 -0.30 -0.40; 24.70 9.84 - 10.74% 072 0.65
MpobusHecbark, 05 0.00 1000 10.69 29.04.2009 03.10.2006: 100.22 0.00 100.39: 0.00 -0.03 -0.23 i 27.24 1067 - 911 i 016 0.5
PMB, 01 0.00 1000 {10.50 27.04.2009 26.04.2007: 99.92 0.00 100.00i 0.00 0.00 -0.10 i 29.05 10.51 - 10.85i 0.70  0.63
Poc6atk, 01 121 3000 i 9.25 15.02.2009 14.02.2007; 101.21 101.10 101.30 0.01 0.02 0.10 i 4359 9.14 - 700 i 051 048
Poccenbxoabark 01 0.00 3000 : 7.50 04.06.2008 06.12.2006: 100.28 0.00 100.28} 0.00 0.00 0.05 : 11.92 7.48 - 6.82 i 034  0.31
Poccenbxo3bark, 02 12.81 7000 § 7.85 16.02.2011 - 100.05 100.01 100.20i 0.15 0.05 0.30 { 1548 7.85 8.07 - 3.80 3.52
Pycckut Cmardapm 04 0.00 3000 i 8.25 03.03.2008 - 99.73 9960 99.85:i 0.00 0.05 0.06 i 3503 827 8.61 - 146 135
Pycckut Cmardapm 05 0.00 5000 i 7.60 09.09.2010 15.03.2007; 99.25 99.50 0.00 i 0.00 0.00 -0.05: 29.36 7.66 - 9.06 i 059 054
Pycckut Cmardapm, 03 0.00 2000 : 8.40 22.08.2007 23.08.2006; 99.92 0.00 100.25: 0.00 0.00 0.00 ; 37.51 8.41 - 968 i 0.05  0.05
Pycckut Cmardapm, 06 0.00 6000 i 8.10 09.02.2011 15.08.2007; 99.90 99.75 0.00 { 0.00 -0.05 -0.10: 37.73 8.11 - 837 i 097 0.0
Pycb-BaHk, 01 0.00 1400 {10.50 19.03.2009 22.03.2007; 99.60 99.20 100.00; 0.00 -0.70 -0.05; 3855 1054 - 1144} 061 054
CubakadembaHk, 02 0.00 1500 :10.00 12.12.2008 15.06.2007: 101.25 0.00 0.00 { 0.00 0.00 1.25 i 1342 9.88 - 8751 0.83 0.76
TamepoHdbark, 03 0.00 1500 {10.00 19.05.2009 20.11.2007; 99.98 99.90 100.05 0.00 -0.06 -0.07 i 20.00 10.00 - 1040 1.21 1.09
TypaHnAnem 01 0.00 3000 i 6.40 06.10.2009 10.10.2006; 99.97 99.93 100.00i 0.00 0.00 0.00 i 20.16 6.40 - 6.46 i 0.18  0.17
Ypanerewmopzbark, 01 0.00 1500 {10.25 24.04.2008 26.04.2007; 100.33 100.20 100.45: 0.00 -040 -0.40: 225 1022 - 1014} 071 0.64
®uHaHc MHm WHe, 02 0.00 2500 i 8.33 12.09.2007 13.09.2006: 100.00 0.00 0.00 { 0.00 0.00 0.00 i 32.41 8.33 807 i 011  0.10
XKB BaHk, 02 0.00 3000 : 850 11.05.2010 15.05.2007: 100.03 99.80 100.25! 0.00 0.10 -0.05: 18.63 8.50 - 862 i 076 0.70
XKB BaHk, 03 0.00 3000 i 8.25 16.09.2010 22.03.2007: 100.02 0.00 100.10{ 0.02 -0.10 0.30 : 9.72 8.25 - 846 i 062 057
tOHuacmpymbank, 01 0.00 1000 §12.50 17.02.2009 20.02.2007; 99.75 99.50 100.00: 0.00 -0.05 -1.01:i 56.16 1253 -  13.37: 052  0.46

Wemoynuku: REUTERS, pacyemsi baHka Mockebl
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POCCUUCKWE EBPOOBNUIALIUK 7 asrycrta 2006 r.

OMUTEHTbI OBBEM [OrALUEHHNE LEHA U3MEHEHWE,% [OXOQHOCTb,% PEWATUHI  [QIOPALUS

Heii no Cnpag k
O6bem, MiH.  KynoH,% MoraweHue A A Mokynka Mpopaxa AeHb HeZeno Mecsay K noraw. Tekywas oA

orawenms benchmark S&P  Moody’s Fitch  [iop. net. Moga. gop

CyeepeHHble eepoo6nuaauuu

Poccus 07 $ 2400 26.06.2007 323 103.50 103.69: -0.06 -0.06 -0.06 5.84 9.66 91 BBB Baa2 BBB+ 0.85 0.83
Poccusi 10 $ 2718 8.25 31.03.2010 1332 104.50 104.63 0.18 0.24 0.42 5.65 7.89 79 BBB Baa2 BBB% 1.73 1.68
Poccus 18 $ 3466 11 24.07.2018 4369 141.69 142.00 0.62 1.25 1.72 6.03 7.76 113 BBB Baa2 BBB+ 7.73 7.50
Poccus 30 $19 526 5 31.03.2030 8637 109.75 110.25 0.57 1.27 2.59 6.00 4.56 109 BBB Baa2 BBB% 7.53 7.31
Poccusi 28 $ 2500 12.75 24.06.2028 7992 175.69 176.13 0.50 1.08 2.85 6.32 7.26 132 BBB Baa2 BBB+ 10.60 10.28
O6nuzauuu MuHgpuHa Pd>

MINFIN 8 $ 1322 14.11.2007 464 97.00 98.00 0.00 0.00 0.00 6.20 3.09 0 BBB Baa2 BBB+ 2.78 2.58
MINFIN 5 $ 2837 3 14.05.2008 646 95.31 95.31 0.20 0.33 0.73 6.37 3.15 0 BBB Baa2 BBB+ 3.76 3.57
MINFIN 7 $ 1750 3  14.05.2011 1741 } 8750 88.75 i -057 029 233  7.21 3.43 0 BBB _Baa2 BBB+ _6.20 5.85
Oé6nuzauuu Aries

ARIES 01 $ 2000 6.182 25.10.2007 444 103.65 103.79: -0.05 -0.05 -0.11 3.52 5.96 21 BB+ Ba2 0.00 2.63
ARIES 02 $ 1000 7.75 2510.2009 1175 {111.18 11158i 021 -0.06 018 397  6.97 32 BB+ Ba2 0.00i 2.83 2.72
ARIES 03 $ 2436 9.6 25.10.2014 3001 126.58 127.18 0.14 0.68 1.64 5.563 7.58 62 BB+ Ba2 0.00: 6.03 5.87
MyHuuunaanble eepoobsuzayuu

Mockea 11 H $ 374 6.45 12.10.2011 1892 £107.27 107.77{ 0.18 0.17 0.61 4.82 6.01 112 { BBB Baa2 4.38 4.18
TamapcmaH 15 i $ 250 7.7 03.08.2015 3283 : 100.25 100.73: 0.38 1.26 2.34 7.66 7.68 276 : BB- Ba1 6.64 6.40

KopnopamueHble eepoobauzauuu
EspasxonouHe 06 150 8.875 25.09.2006 49 100.17 100.48: -0.01 -0.01 -0.02 7.29 8.86 212 i BB- B1 BB-i 0.13 0.13
PocHegpmeb 06 150 12.75 20.11.2006 105 i 101.58 101.97: -0.12 -0.09 -0.27 6.82 1255 175 BB Baa2 BB+i 0.28 0.28

AMTE/ 07 175 9.25 30.06.2007 327 99.25 100.25} 0.00 0.00 025 1011  9.32 488 0.89 0.85
CubHegpmb 07 400 11.5 13.02.2007 190 102.55 102.94i -0.15  0.00 -0.12  6.35  11.21 118 BB Ba2 0.49 0.47
FA3MPOM 07 500 9.125 25.04.2007 261 102.11 102.31§ 0.00 0.04 025 6.03 89 87 BB+ Baal BBB- 0.69 0.67
THK 07 700 11 06.11.2007 456 i 10542 10566:i 0.02 -009 018 637 1043 146 Baa2 1.17 1.13
MTC 08 400 9.75 30.01.2008 541 103.70 104.29: -0.14  0.29 0.56 7.06  9.40 216 i BB- 1.41 1.36
Cucmema 08 350 10.25 14.04.2008 616 : 104.50 104.80: 0.11 -0.03 054 734  9.81 243 B B3 B+ 154 1.49
Anpoca 08 500 8.125 06.05.2008 638  103.00 103.42: 0.13 0.37 0.54 6.27  7.89 135 B+ 1.63 1.58
Bumm-bunnb-[aHH 150 8.5 21.05.2008 653 {101.92 10248 0.02 -0.07 045 732 834 241 B+ B2 1.67 1.61
MMK 08 300 8 21.10.2008 806 i 101.63 102.04i 0.15 0.14 0.66 718  7.87 226 i BB- BB-i 2.02 1.95
CubHegpms 09 500 10.75 15.01.2009 892 i 109.72 11025} -0.16  0.43 0.88 6.37  9.80 151 BB Ba2 2.20 2.14
Cesepcmars 09 325 8.625 24.02.2009 932 1 103.50 103.97i 0.17 0.21 1.33 7.09 8.33 223 i BB- B2U BB-i 226 2.18
Boimnenkom 09 450 10 16.06.2009 1044 : 106.60 107.60i -0.10  0.41 1.03 739  9.38 252 BB Ba3 2.53 244

EepasxonduHe 09
HOPHWKEJb, 09

300 10.88 03.08.2009 1092 : 109.47 110.09: 0.01 0.56 1.66 7.29 9.93 242 BB- B1 BB-: 2.64 2.55
500 7.125 30.09.2009 1150 : 100.35 100.96 : 0.09 0.16 1.02 7.00 7.10 213 BB+ Ba2 BBB- 2.80 2.71

rA3MPOM 09 700 10.5 21.10.2009 1171 112.88 113.38 0.15 0.21 0.84 6.01 9.30 115 BB+ Baal BBB- 2.75 2.67
Mezacpor 09 375 8 10.12.2009 1221 101.49 101.99: 0.23 0.57 1.64 7.48 7.88 262 BB- BB 2.96 2.86
Bbimnenkom 10 300 8 11.02.2010 1284 : 101.38 101.89: 0.24 1.05 2.23 7.54 7.89 268 BB  Ba3 3.01 2.90
FA3MPOM 10 1000 7.8 27.09.2010 1512 :111.24 111.75: 0.14 0.23 0.44 4.74 7.01 105 BB+ Baal BBB- 3.51 3.35
MTC 10 400 8.375 14.10.2010 1529 {102.29 102.87 i 0.04 0.63 2.25 7.69 8.19 285 BB- 3.55 3.42
Bbimnenkom 11 300 8.375 22.10.2011 1902 : 102.02 102.76 : 0.00 0.00 0.00 7.89 8.21 305 BB Ba3 4.23 4.07
Cucmema 11 350 8.875 28.01.2011 1635 { 102.94 103.58 : -0.27 0.04 1.06 8.08 8.62 324 B B3 B+:i 3.79 3.64
MTC 12 400 8 28.01.2012 2000 : 100.94 101.38: 0.31 0.90 2.75 7.79 7.93 295 BB- 4.53 4.36
Ceeepcmans 14 375 9.25 19.04.2014 2812 {106.50 0.00 -0.05 -0.01 2.85 8.10 8.69 319 BB- B2U BB-i 5.60 5.38
Anpoca 14 800 8.875 17.11.2014 3024 : 111.88 112.88: 0.04 0.20 3.12 6.96 7.93 206 B+ 6.07 5.87

FA3IPOM 13-1
FA3POM 13-2
FA3IPOM 13-3

1750 9.625 01.03.2013 2398 : 117.46 117.96: 0.14 0.36 2.36 6.33 8.19 149 BB+ Baal BBB- 4.97 4.82
1222 4.505 22.07.2013 2541 95.24  96.32 0.41 -4.33 -4.88 6.18 4.73 134 BB+ Baal BBB- 2.97 2.88
647 5.625 22.07.2013 2541 98.75 99.75 0.11 0.71 1.91 6.10 5.70 126 BB+ Baal BBB- 2.74 2.66

[P AP PAA PR PRAPLPAPLDAPARAPARAPLARAPAPALO PRSP

FA3MPOM 15 1000 5.875 01.06.2015 3220 : 104.00 105.00: 0.43 0.23 212 5.29 5.65 142 BB+ Baal BBB- 7.09 6.74
FA3IPOM 20 1250 7.201 01.02.2020 4926 : 104.00 104.75: 0.00 0.13 2.47 6.74 6.92 184 BB+ Baal BBB- 8.93 8.64
A3I1POM 34 1000 8.625 28.04.2034 10126 : 121.00 121.88: 0.14 1.68 5.65 6.91 7.13 191 BB+ Baal BBB-i 12.01 11.61
Mcmouruku: REUTERS
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POCCUUCKWE EBPOOBNUIALIUK 7 asrycrta 2006 r.

OMUTEHTbI OBBEM  [OrALIEHNE LEHA U3MEHEHWE,% [LOXOAQHOCTb,% PEWTWUHI  QIOPALNSA

Heit no Cnpag k
O6bem, MiH.  KynoH,% MoraweHue A A Mokynka Mpopaxa AeHb Heneno Mecsay K noraw. Tekywas oA

orawenms benchmark S&P  Moody’s Fitch [iop. net. Moga. aop

BbaHkoeckue egpoobriuzauuu

Mpomcesssbark 06 $ 200 10.25 27.10.2006 81 100.80 101.18 i 0.00 0.80 040 632 1017 125 B Ba3 B 022 0.21
MAM 06 $ 200 9.375 23.09.2006 47 99.94 10044 -0.30 -0.13  0.11 912  9.38 368 B+ Ba2 BB-i 0.12 0.12
Mempokommepy 07 $ 120 9 09.02.2007 186 100.70 101.45f 025 0.02 -018 755 894 241 B  Ba3 0.48 0.46
Anbcpabark 07 $ 150 7.75 09.02.2007 186 : 100.31 100.58 i 0.04 0.12 025 695 7.73 196 : BB- Ba2 B i 0.51 0.49
Pocb6aHk, 07 $ 150 7.625 09.07.2007 336 100.26 100.69: 0.06 0.04 - 732 7.61 204 i BU B+i 0.88 0.82
HOMOC 07 $ 100 9.125 13.02.2007 190 {100.37 101.07 i 0.03 0.02 020 837  9.09 321 Ba3 B+i 049 0.47
MocHapb6aHk 07 $ 200 7.28 05.10.2007 424 10140 10157 -0.01  0.03 003 612 7.8 53 BBB

WBI Hukoiin $ 150 9 19.03.2007 224 {100.40 101.00i 0.05 -0.08 -0.12 829 896 311 B i 059 0.57
Pycc. Cmand 07 $ 300 875 14.04.2007 250 :100.73 101.23:i 0.11 0.15 098 7.60 869 243 iBBB+ 0.66 0.64
BTb 07 $ 300 8.385 30.07.2007 357 : 102.18 102.50i -0.31 -0.02 -0.07 6.15  8.21 52 I BBB A2 BBB+ 2.45
MBPP 08 $ 150 8.625 03.03.2008 574  100.38 101.13i -0.13  0.18 039 835 859 343 B i 145 1.39
Anbcpabark 08 $ 250 7.75 02.07.2008 695 : 100.02 100.94: -0.06  0.21 0.38 7.73 7.75 282 i BB- Ba2 B 1.79 1.72
lasnpombark 08 $ 1050 7.25 30.10.2008 815 { 102.50 103.50i -0.07  0.78 072 6.03 7.07 111 BB A3 2.06 2.00
BTb 08 $ 550 6.875 11.12.2008 857 : 101.85 102.08: 0.16 0.15 092 6.01 6.75 109 { BBB A2 BBB+ 2.18 2.12
Poc6aHk, 09 $ 225 975 24.09.2009 1144 {103.17 10430f -037 -037 022 807 945 328 { BU B+ 1.89 1.86
MocHapbaHk 08 €150 4.375 30.06.2008 693 96.77 9719 i 0.13 0.17 028 6.21 452 130 BBB: 1.83 1.77
XKB Bark 08-1 $ 150 9.125 04.02.2008 546 100.63 10128 -0.04  0.11 029 866  9.07 374 B 1.42 1.37
XKB BaHk 08-2 $ 275 8.625 30.06.2008 693 99.58 100.45i 0.03 0.14 078 886 866 395 B 1.77 1.70
Bank Mockesi, 09 $ 250 8 28.09.2009 1148 103.44 104.07: 005 0.52 185 676 7.73 189 BBB! 2.77 2.68
Bank Mockesi, 10 $ 300 7.375 26.11.2010 1572 {102.04 102.67 i 0.12 0.86 174 682 7.23 198 BBBi 3.72 3.60
BT5 11 $ 450 7.5 12.10.2011 1892 { 104.76 105.38i 0.14  0.34 130 640  7.16 157 { BBB A2 BBB+ 4.31 418
BTb 15 $ 750 6.315 04.02.2015 3103 ; 99.95 100.62: 0.06  0.45 112 6.33  6.32 146 I BBB A2 BBB+ 3.18 3.09
Céepbark 15 $ 1000 623 11.02.2015 3110 { 99.37 100.16: -0.10 -0.13 167 6.33  6.27 142 A2 BBB+% 6.53 6.33
BT5 35 $ 1000 6.25 30.06.2035 10554 i 98.83 99.83 i 049 006 419  6.42  6.32 152 i BBB A2 BBB+ 6.90 6.69

UemoyHuku: REUTERS

© BAHK MOCKBDbI
AHanuTuyeckun otgen
+7 (495) 105-8000, BH. 4233

OB30P AONTroBbIX PbIHKOB
WWW.MMBANK.RU

- |-




Mupoeoli pbiHOK doJiea

SMUTEHTbI LHEHA U3MEHEHUE, % AdOXOOHOCTb,% [OHPALNA PEATUHI
MocnegHssa X
Mo 3akpbITUIO KoTHpOBKa AeHb Hegens mecau o norawexuns Miopaums S&P Moody's
US30YT=RR 92.45 92.33 0.77 1.26 1.85 5.00 16.72 AAA Aaa
EU2YT=RR 99.48 99.48 0.06 -0.06 0.13 3.54 1.81 AAA Aaa
EU10YT=RR 100.72 100.72 0.46 0.12 1.12 3.91 8.31 AAA Aaa
MEXGLB26=RR 154.19 164.25 0.53 0.69 4.48 6.56 10.04 BBB Baa1
BRAGLB27=RR 132.38 132.38 0.67 1.24 4.63 7.12 10.26 BB Ba3 U
TRGLB30=RR 147.25 147.19 1.03 1.42 6.81 7.55 10.45 BB- Ba3
TRGLB10=RR 115.44 115.56 0.16 0.49 2.57 7.05 3.21 BB- Ba3
ARGFRB=RR 32.50 32.50 0.00 0.00 0.00 0.00 0.00 B B3
ARGGLB30=RR 28.31 28.31 0.00 0.44 0.00 98.10 1.68 B B3
RUSGLB30=RR 109.88 109.75 0.57 1.27 2.59 6.00 7.53 BBB Baa2
RUSGLB10=RR 104.50 104.50 0.18 0.24 0.42 5.65 1.73 BBB Baa2
RUSGLB10=RR 104.50 104.50 0.18 0.24 0.42 5.65 1.73 BBB Baa2
Uemouruku: REUTERS
UHdekcbl JPM EMBI+
EMBI+ CcrP3g UHOEKC U3MEHEHUE, %
Cnpap Vlame::::le s 3HaueHve 3a geHb CM:aC:iT C Havana roga 3a 12 mecsiues
EMBI+ 192 -1 382.98 0.55 0.92 3.89 9.84
EMBI+ RUSSIA 105 -3 429.32 0.84 1.12 0.80 3.64
EMBI+ MEXICO 119 0 331.49 0.34 0.67 0.24 4.00
EMBI+ TURKEY 231 -9 243.38 0.88 1.04 0.31 5.78
EMBI+ BRAZIL 220 0 542.57 0.52 1.04 7.62 16.65
EMBI+ VENGVUELA 197 0 581.05 0.44 0.82 6.71 17.92

UcmoyHuku: J.P. Morgan Chase, REUTERS
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TAKTHAA UHOOPMALUA

HacToswmit LOKYMEHT NpeaoCcTaBneH UCKIYNTENBHO B MOpsiake UHGOPMaUmn U He SIBRSIETCA NPEASIoKEHMEM O NPOBEAEHUM ornepaumii Ha PbiHKE LieHHbIX Bymar, 1, B 4acTHOCTH,
npeanoxexnnem o6 Mx Nokynke v npoaaxe. HacTosWwmi [OKYMEHT COAepXUT MHGOPMaLMIo, NOMyYeHHYI0 U3 UCTOYHWMKOB, KoTopble BaHk MockBbl paccmaTpuBaeT B kadyecTBe
poctoBepHbix. OgHako BaHk MocKBbI, €ro pyKOBOACTBO M COTPYAHUKM HE MOFYT rapaHTUpoBaTb abCOMOTHLIE TOYHOCTb, MOSIHOTY U AOCTOBEPHOCTb TAKOWM MHGOPMaLMM U He HecyT
OTBETCTBEHHOCTU 32 BO3MOXHbIE MOTEPU KIIMEHTa B CBS3W C ee ucnosfib3oBaHueM. OLeHKU U MHEHWSI, NPeacTaBrieHHble B HACTOSALLEM OOKYMEHTE, OCHOBaHbI UCKMIOYUTESIbHO Ha
3aKMOYEHUsX aHanuTMkoB BaHka B OTHOLUEHUM aHanM3VMpyembiX LEHHbIX Gymar v 3MWTEHTOB. BosHarpaxaeHue aHanuTVKOB He CBSI3aHO W HEe 3aBUCUT OT CcoAepXaHusi
aHanuTMyYeckx 0630poB, KOTOPbLIE OHW FOTOBST, UMW OT CyLLECTBA AaBaeMblX UMW PEKOMEHAALMNA.

BaHk MockBbl, ero pykoBoACTBO W COTPYAHWKM HE HECYT OTBETCTBEHHOCTW 3@ MHBECTULMOHHBIE PELUEHUsI KIIMeHTa, OCHOBaHHbIe Ha WMHGOpMaLmK, coaepxallencs B HacTosiLLem
nokymeHTe. baHk MockBbl, €ro pykoBOACTBO M COTPYAHUKW HE HECYT OTBETCTBEHHOCTU B CBSA3W C NPSAMbIMW UM KOCBEHHBIMW NOTEPSMU W/UNK yLLepObOoM, BO3HUKLLMM B pe3ynbTaTe
MCMOMb30BaHUSA KIIMEHTOM UHAOPMaLMK Un Kakon-nmbo ee YacTu Npu coBepLLIEHWN onepauuii ¢ LeHHbIMM Bymaramu. BaHk Mockebl He 6epeT Ha cebsi obsizaTenscTBa perynsipHo
06HOBNATL MHOPMaLIMIO, KOTOpas COAEPXUTCS B HACTOALLEM [JOKyMEHTE UMW UCMpaBnsTb BO3MOXHble HETOYHOCTW. Caenku, CoBeplueHHble B MPOLUIOM W YNOMSHYTble B
HacTosiLLEeM [OKyMEHTe, He BCera siBMsTCS UHANKATUBHLIMU ANs OnpeaeneHuns peynbtaToB ByayLumx caenok. Ha cToumocTb, LieHy Ui BennyMHy [oxofa no LeHHbIM Gymaram
WU NPOW3BOAHBLIM WMHCTPYMEHTaM, YMOMSHYTbIM B HacToOsiLleM [AOKYMeHTe,  MOryT oOkasblBaTb HebnaronpusTHoe Bo3deiicTBMe KonebaHus OOMEeHHbIX KypcoB BanioT.
MHBeCcTMpOBaHWe B POCCUICKME LeHHble Bymary HeceT 3HaYUTENbHbIA PUCK, B CBA3M C YEM KIMEHTY HeobXxoaMMO MPOBOAUTb COOCTBEHHBIM aHanu3 pbiHKa W WUCCreaoBaHue
Ha[leXXHOCTN POCCUIACKVX 3MUTEHTOB 40 COBEPLLEHUS COEMOK.

HacToswunii JOKYMEHT He MOoXeT ObiTb BOCNpOouU3BeAeH, NOMHOCTBIO UMW YacTUYHO, C HEro Henb3s AenaTb KOMWW, BbIOEPXKU M3 HEero He MOryT WMCMoMnb3oBaTbCA ANA Kakx-nubo
nybnukaumn 6e3 npeaBapuTENbHOrO MUCbMEHHOrO paspelleHns banka MockBbl. BaHk MockBbl HE HeCeT OTBETCTBEHHOCTM 3a HeCaHKUMOHMPOBAHHblE AEWCTBUSI TPETbUX NuL,
CBSA3aHHble C PacnpoCTpaHeHNeM HacTOSLLEro AoKyMeHTa unu nioboii ero YacTu.
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BULIE-NPE3VAOEHT CbITHUKOB Anekcen

OENAPTAMEHT YMPABNEHWA AKTUBAMU

[vpekTop AenapTameHTa KacbsiHoBa EneHa Kasyanova_EA@mmbank.ru 46-79

AHATIMTUYECKOE YNPABINEHWE

Sam. ApeKTopa AenapTameHTa, Tpemacos Kupunn Tremasov_KV@mmbank.ru 45-92

HayarnbHWK ynpasneHus

Otaen aHanmsa pbiHka akLumin

HavanbHuk otoena Bepnexees Bnagumnp Vedeneev_VY@mmbank.ru 28-17

MaBHbIN cneuuanucT CkBopLoB OAMuTpuii Skvortsov_DV@mmbank.ru 28-32

maBHbIN cneunanucT Nammi Muxann Lyamin_MY@mmbank.ru 28-44

Cneuunanuct Becenosa Onbra Veselova_OV@mmbank.ru 28-92

Otaen aHanvsa [onroBbiX PbiHKOB

HavanbHuk otaena ®epopos Erop Fedorov_EY@mmbank.ru 42-33

Benywmii cneumnanuct KoBanesa Hatanbsa Kovaleva_NY@mmbank.ru 17-51

AccucteHt YynpbiHa TaTbsiHa Chupryna_TV@mmbank.ru 42-81

YMNPABNEHWVE TOPIrOBbIX ONEPALIA

HavanbHuk ynpaBneHus Becnanoe Anekcen Bespalov_AV@mmbank.ru 42-20

PbIHOK akumi Bonkos Anekcen Volkov_A@mmbank.ru 28-37

PbIHOK obnvrauuin BposuH Anekcen Vdovin_AV@mmbank.ru 28-95

YOPABNEHWE OPOOAX

HavanbHuk otoena MasHuH Bnagumunp Maznin_VA@mmbank.ru 12-59

MeHepxep no pabote ¢ knueHTamm BopHukoBa Hatanbs Bornikova_NY@mmbank.ru 45-94
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